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EHASAUHER (XA -THEH)
A a3

536.02

402.01

268.01

134.00

0.00

-134.00

-268.01

-402.01

-536.02

272.47

204.35

136.24

68.12

0.00

-68.12

-136.24

-204.35

-272.47
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BOF2-SOYBEAN OIL FUTR Jan22

14.47 28.95 43.42 57.89 72.36 86.84 101.31

.00 115.78
717
CTZ1-COTTON NO.2 FUTR Dec21
.00 29.14 58.28 87.41 116.55 145.69 174.83 203.96 233.10




CZ1-CORN FUTURE Dec21

603.35 /

402.24 /
— 20112
ol
=|
L o000 : : : : : : \
ol 0.00 137.88 275.75 413.63 551.50 689.38 827.25 965.13 1,103.00
(‘IJ -201.12 /

-402.24 /

-603.35

-804.47
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KCZ1-COFFEE 'C' FUTURE Dec21

611.82 /

458.86 /

305.91 /
. 15295
ol
=|
o 0.0 : : : : ; ; ]
ol 0.00 49.91 99.83 149.74 199.65 249.56 299.48 349.39 399.30
'(‘IJ -152.95 /

-305.91 /

-458.86

611.82

717
KR4175RB0002-2021-11 E{ME

412.02

309.02 \

206.01 \
—~ 10301
od
=|
L o000 : : : : ; ; \
ol 0.00 294.30 588.60 882.90 1,177.2 1,471.50  1,765.80  2,060.10  2,354.40
A z01 \

-206.01 \

-309.02 \

-412.02
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205.14

136.76

68.38

/

T 1

0.00

.00 195.19

T T

390.38

585.56 780.75 975.94

T

1,171.13

1,366.31

1,561.50

-68.38

/

-136.76

/

-205.14

-273.51

372.16

248.10

124.05

0.00

-124.05

-248.10

-372.16

-496.21

705.35

529.01

352.68

176.34

0.00

0.00

-176.34

-352.68

-529.01

-705.35
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SBH2-Sugar #11 (WORLD) Mar22

/

T 1

T T

.00 4.98 9.96

14.94 19.92 24.90

T

29.88

34.86 39.84

/

/
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SF2-SOYBEAN FUTURE Jan22

/

T

T 1

T T

297.13 594.25

891.38 ,188.50 1,485.63

1,782.75

2,079.88 2,377.00
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/
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/ —
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KR4101RC0000-2021-12 A A 1| 200X| =M E

488.13
366.09
244.06
— 122.03
ol
EE 0.00
ol 0.00 97.63 195.25 292.88 390.50 488.13 585.75 683.38 781.00
<‘IJ -122.03
-244.06
-366.09
-488.13
717
3. AL 20 FEHES AITH2 A0 AZ ) (Eh): ok gl)
KR4101RC0000 2021-12 ZAL200K| =M 39
J|ZERHA HEN
7t4 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -39 -39 -39 -39 -39 -39 -39
-5.33% -26 -26 -26 -26 -26 -26 -26
-2.67% -13 -13 -13 -13 -13 -13 -13
0% 0 0 0 0 0 0 0
2.67% 13 13 13 13 13 13 13
5.33% 26 26 26 26 26 26 26
8.00% 39 39 39 39 39 39 39
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2. WI|MHe| &

VGZ1-EURO STOXX 50 Dec21

450.51

300.34

—~ 150.17

— 0.00
ol 0.00 1,087.00 2,174.00 3,261.00 4,348.00 5,435.00 6,522.00 7,609.00 8,696.00

-150.17

-300.34

-450.51

-600.68
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HCX1-HSCEI Futures Nov21

992.04

744.03

496.02

—~ 248.01

— 0.00
ol 0.00 2,199.25 4,398.50 6,597.75 8,797.00 10,996.25 13,195.50 15,394.75  17,594.00

-248.01

-496.02

-744.03
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KR4201RB3871-2021-11 =387.5

13,078.13

9,808.59

6,539.06

3,269.53

0.00

0.00

96.88

193.75 290.63 387.50 484.38 581.25 678.13

775.00

-3,269.53

-6,539.06

-9,808.59

-13,078.13
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KR4201RB3905-2021-11 =390

43,680.00

32,760.00

21,840.00

10,920.00

0.00

0.

-10,920.00

-21,840.00

-32,760.00

-43,680.00

00

97.50

195.00 292.50 390.00 487.50 585.00 682.50

780.00




20,475.00

15,356.25

10,237.50

-10,237.50

-15,356.25

-20,475.00 -

5,118.75

0.00

-5,118.75

KR4301RB3904-2021-11 5390

0.00

97.50

195.00

292.50

390.00

487.50

585.00

682.50

780.00
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3. AlLIZ| 2 20| P RS (A Cf2 A0 A2 ) CIRETTE)
KR4201RB3871 2021-11 =2387.5 994

J| =AML HEN
74 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 156 156 156 156 156 156 155
-5.33% 156 155 155 155 155 154 153
-2.67% 148 145 141 136 131 125 120
0% 23 15 8 0 -8 -16 -24
2.67% -292 -293 -294 -296 -298 -300 -303
5.33% -643 -643 -643 -643 -643 -643 -644
8.00% -994 -994 -994 -994 -994 -994 -994
KR4201RB3905 2021-11 2390 3,182

J|ZERpAO] HE A
74 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 354 354 354 354 354 354 354
-5.33% 354 354 354 353 352 351 349
-2.67% 345 339 331 321 309 296 282
0% 83 56 28 0 -28 -56 -84
2.67% -857 -863 -871 -880 -891 -904 -918
5.33% -2,016 -2,016 -2,016 -2,017 -2,017 -2,019 -2,021
8.00% -3,182 -3,182 -3,182 -3,182 -3,182 -3,182 -3,182
KR4301RB3904 2021-11 &390 1,523

J|ZERRAO] HE A
74 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -1,523 -1,523 -1,523 -1,523 -1,523 -1,523 -1,523
-5.33% -977 -977 -977 -977 -977 -977 -977
-2.67% -431 -431 -432 -433 -434 -436 -438
0% 27 18 9 0 -9 -18 =27
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M 27153 A 0|&e
A 7153 |gu NEX
A | A 10 10|22
A f7t5d |24 0 102 -102 | =LY
BH7|AIHO| £ RE
OESXX1-C4175-EURO STOXX 50
53.00
35.33
— 17.67
&l
ar
o 0.00 : : : , : : : ]
ol 0.00 46.20 92.40 138.60 184.80 231.00 277.20 323.40 369.60
H -17.67
-35.33
-53.00
-70.67
7%
OESXX1-C4200-EURO STOXX 50
28.58
21.44
14.29
— 715
&l
ar
— 0.00 T T T T T T T 1
ol 0.00 40.25 80.50 120.75 161.00 201.25 241.50 281.75 322.00
A 7.15
-14.29
-21.44
-28.58



0.90

—~ 0.45

— 0.00

-0.45

-0.90

-1.80 -

0.70

0.52

0.35

—~ 0.17

— 0.00

-0.17

-0.35

-0.52

-0.70 -

OESXX1-P4175-EURO STOXX 50

.00 1.50 3.00 4.50 6.60 7.50 12.00
e
OESXX1-P4200-EURO STOXX 50
.00 1.83 3.65 5.48 7.50 9.13 14.60
717
3. AL 20 FEHES AITH2 A0 AZ ) (Ehgl s atel)
260105SQPX SG EURO Covered CALL STRATEGY 13
OESXX1-C41 EURO STOXX 50 6
OESXX1-C42 EURO STOXX 50 2
OESXX1-P41 EURO STOXX 50 0.14
OESXX1-P42 EURO STOXX 50 0.06
of A|CHAACI A2 U(VaR : 99%MEILE, 102 7| F) (Ekgl:eHTre))



SAY  2021-11-10
712 2021-11-09

2| C|THOIK200(F A 8- THITI ZHE E)

MR {ItEd  |ME 0 0 08t
AT 27t5dH  |SM 0 0 0| &Ly
A = A 3,222 0 3,222| &kLY
A FtEH =M 584 0 584 | ZtL{
TEZ|A| el &=
KR4101RC0000-2021-12 A A 1| 200X| =M E
3,221.63
2,416.22
1,610.81
— 805.41
2
;—r' 0.00 T T T J T T T 1
6I' 0.00 97.63 195.25 292.88 390.50 488.13 585.75 683.38 781.00
4“ -805.41
-1,610.81
-2,416.22
-3,221.63 -
74
KR4301RB3870-2021-11 3387.5
96.88 -~
72.66
48.44
—_ 24.22
ol
=|
fv 0.00 ‘ ‘ ‘ : ‘ ‘ ‘ ‘
Or 0.00 96.88 193.75 290.63 387.50 484.38 581.25 678.13 775.00
4“ -24.22
-48.44
-72.66
-96.88



487.50 -+

365.63

243.75

121.88

0.00

-121.88

-243.75

-365.63

-487.50

KR4301RB3904-2021-11 5390

97.5

0

195.00

292.50

390.00

487.50

585.00

682.50

780.00

3. AlLt2|E ol XHF (XA HSH) (= 2ER)
KR4101RC0000 2021-12 RAIR00X| =M= 258

7| =XHtO| HE
7t -2500% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -258 -258 -258 -258 -258 -258 -258
-5.33% -172 -172 -172 -172 -172 -172 -172
-2.67% -86 -86 -86 -86 -86 -86 -86
0% 0 0 0 0 0 0 0
2.67% 86 86 86 86 86 86 86
5.33% 172 172 172 172 172 172 172
8.00% 258 258 258 258 258 258 258
KR4301RB3870 2021-11 %£387.5 7

7| BXHte| HE
74 -2500% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 7 7 7 7 7 7 7
-5.33% 4 4 4 4 4 4 4
-2.67% 2 2 2 2 2 2 2
0% 0 0 0 0 0 0 0
2.67% 0 0 0 0 0 0 0
5.33% 0 0 0 0 0 0 0
8.00% 0 0 0 0 0 0 0
KR4301RB3904 2021-11 &390 36

7| BXHte| MBS
74 -2500%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 36 36 36 36 36 36 36
-5.33% 23 23 23 23 23 23 23
-2.67% 10 10 10 10 10 10 10
0% -1 0 0 0 0 0 1




2.67%
5.33%
8.00%

ol

CHE= A0 4= (VaR : 99% 21|

e

4. OpMArE O



2021-11-10

SAE
7=

2021-11-09

ol
=

o | <
O
O
o)

o | O

o | <
O
o]
<o)

|

Klo | Klo

ol | ol

<k |3k

|

Klo | Ko

NN

OF | oF

|

|

2. B7|AIHe] 2ol E

Z| Aol A= MU (VaR : 99%

4. mplAr=Eo



2021-11-10

SAE
7=

2021-11-09

ol
=

-213
10,337

omn | O
~
O | I~
o
on
o
|
Klo | Klo
ol | ol
<k <F
il |
Klo | Ko
NN
ok | ok
|
Ik

2. B7|AIHe] 2ol E

Z| Aol A= MU (VaR : 99%

4. mplAr=Eo



2021-11-10

SAE
7=

2021-11-09

ol
=

N | <
N~ | 0O
[coliNe)]
BT
0
n | O
N~
[ee]
o |
[e0]
(o))
o)
0
|
Klo | Klo
ol | ol
<+ <k
il |
Klo | Ko
NN
ok | ok
|
U

2. B7|AIHe] 2ol E

onl

ol

IEOOBD8RGM75

onl

Z| Aol A= MU (VaR : 99%

4. mplArE o



SAY  2021-11-10
712 2021-11-09

ADOIEKRX300Q1 Sl A o (F AT )
Ak

KR4101RC0000-2021-12 A A 1| 200X| =M E

1,952.50
1,464.38
976.25
— 488.13
ol
EE 0.00
ol 0.00 97.63 195.25 292.88 390.50 488.13 585.75 683.38 781.00
<‘IJ -488.13
-976.25
-1,464.38
-1,952.50
71
3. AL 20 FEHES AITH2 A0 AZ ) (Eh): ok gl)
KR4101RC0000 2021-12 ZAL200K| =M 156
J|ZERHA HEN
7t4 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -156 -156 -156 -156 -156 -156 -156
-5.33% -104 -104 -104 -104 -104 -104 -104
-2.67% -52 -52 -52 -52 -52 -52 -52
0% 0 0 0 0 0 0 0
2.67% 52 52 52 52 52 52 52
5.33% 104 104 104 104 104 104 104
8.00% 156 156 156 156 156 156 156




on

ol

Z|cf&Aof| A3 (VaR : 99%

4. THYAES



SAY  2021-11-10
2021-11-09

Mt F75H (M= 0 0 0
AT 7t5dH &g 0 0 0&e
A {7tsd  |M= 946 0 946
A 7153 |2 1,824 0 1,824 | % Q|
2. M7|A| ™| &l
VNCX1-VN30 Index Future Nov21
945.86
709.39
472.93
—~ 236.46
3
f_r_ 0.00
Or 0.00 384.43 768.85 1,153.28 1,537.70 1,922.13 2,306.55 2,690.98 3,075.40
4“ -236.46
-472.93
-709.39
-945.86
74
3. A L2l &l X HF (x| &40 A SH) (GE R L))
2.5504E+11 VN30TR Index(EUR) 146
VNCX1 VN30 Index Future Nov21 76
4, TPHAEO| ZCf&A 03U (VaR : 99%LE|FF,1027|F) (THEHTER)



2021-
2021-

11-10
11-09

U7IAHe| &

<A

-1,999.20

-3,998.40

-5,997.60

-7,996.80 -

JEES

210884210930-IHS MARKIT GLOBAL CARBON INDEX(TR)

5,997.60

3,998.40

1,999.20

0.00
0.00

0.26 0.51 0.77 1.02 1.28 1.53 1.79

2.04

717

210884211008-1HS MARKIT GLOBAL CARBON INDEX(TR)

6,968.00

5,226.00

3,484.00

1,742.00

0.00
0.00

0.26 0.52 0.78 1.04 1.30 1.56 1.82

2.08

-1,742.00

-3,484.00

-5,226.00

-6,968.00 -



210884211022-IHS Markit Global Carbon Index(TR)

3,010.40
2,257.80
1,505.20
—_ 752.60
ol
ir’ 0-00 T T T J T T T 1
ol 0.00 0.27 0.53 0.80 1.06 1.33 1.59 1.86 2.12
<‘IJ -752.60
-1,505.20
-2,257.80
-3,010.40 -
7}
3. A2 29 FXHS @2 MUY ZY) (Bl gt )
2.1088E+11 IHS MARKIT GLOBAL CARBON INDEX(TR) 642
2.1088E+11 IHS MARKIT GLOBAL CARBON INDEX(TR) 559
2.1088E+11 IHS Markit Global Carbon Index(TR) 241
4. THYAEO| ATHE MO I A(VaR : 99%AIZIHZ,1027|F) (Erl: 42t g)
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-1,442.76

-2,885.52

-4,328.28

-5,771.04 -
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SOL S HEIAH|EHMESQPEH
A a3

19

MOZ21-ECX EMISSION Dec21

5,771.04

4,328.28

2,885.52

1,442.76

0.00
0.00

15.16 30.32 45.47 60.63 75.79 90.95 106.10

121.26

71

MOZ22-ECX EMISSION Dec22

2,875.08

1,916.72

958.36

0.00
0.00

15.24 30.48 45.72 60.96 76.20 91.44 106.68

121.92

-958.36

-1,916.72

-2,875.08

-3,833.44 -



3. ALE|QE 2R RHS @A MANTY) (EHQI:t2))

oo™
MOZ21 ECX EMISSION Dec21 462
MOZz22 ECX EMISSION Dec22 307
4. TP &F 0| A=A (VaR : 9% UE|+F,10L7|E) (THel: 4 2hE)
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of| L X| QU= A 52 A & (kA -THY )

o

U7IAHe| &

=S

=

<A

479.03

359.27

239.52

119.76

0.00

-119.76

-239.52

-359.27

-479.03

366.48

244.32

122.16

0.00

-122.16

-244.32

-366.48

-488.65

CLF2-WTI CRUDE FUTURE Jan22

20.19 40.37 60.56 80.74 100.93 121.11 141.30

.00 161.48
717
COF2-BRENT CRUDE FUTR Nov21
.00 20.86 41.72 62.57 83.43 104.29 125.15 146.00 166.86




HOF2-NY Harb ULSD Fut Jan22

122.32

91.74

61.16

30.58

0.00

0.00

-30.58

-61.16

-91.74

-122.32

712

KR4175RB0002-2021-11 H&{ME

647.46

485.60

323.73

161.87

~. —

0.00

-161.87

-323.73

-485.60

-647.46

588.30

392.20

196.10

0.00

.00

294.30 588.60 882.90 1,177.2 1,471.50 1,765.80 2,060.10 2,354.40

N

o~

72

NGF22-NATURAL GAS FUTR Jan22

T T 1

0.00

-196.10

-392.20

-588.30

-784.40

T

1.38 2.76 4.13 5.51 6.89 8.27 9.64 11.02




QSF2-Low Su Gasoil G Jan22

126.88
84.59
— 4229
ol
i—’ 0-00 T T T J T T T 1
ol 0.00 178.19 356.38 534.56 712.75 890.94 1,069.13  1,247.31  1,425.50
A -42.29
-84.59
-126.88
-169.18 -
7
XBF2-GASOLINE RBOB FUT Jan22
227.53
170.65
113.76
—  56.88
&l
3 o0 : : : ; : : : ‘
ol 0.00 0.57 1.14 1.71 2.28 2.85 3.42 3.99 4.56
H -56.88
-113.76
-170.65
-227.53 -
7t
3. AlLtE|QE A TEHE (A ChA A0 A o) GREEE)
CLF2 WTI CRUDE FUTURE Jan22 38
COF2 BRENT CRUDE FUTR Nov21 39
HOF2 NY Harb ULSD Fut Jan22 10
KR4175RB002021-11 He{M= 52
NGF22 NATURAL GAS FUTR Jan22 63
QSF2 Low Su Gasoil G Jan22 14
XBF2 GASOLINE RBOB FUT Jan22 18
4. TP HEC| XM S H(VaR : 99%LEITFE 10Y7|F) (THl- 2 3R
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Ak

o

U7IAHe| &

=S

=

<A

329.85

247.39

164.93

82.46

0.00

-82.46

-164.93

-247.39

-329.85

99.01

66.01

33.00

0.00

-33.00

-66.01

-99.01

-132.02

BOF2-SOYBEAN OIL FUTR Jan22

14.47 28.95 57.89 72.36 86.84

.00 43.42 101.31 115.78
717
CTZ1-COTTON NO.2 FUTR Dec21
.00 29.14 58.28 87.41 116.55 145.69 174.83 203.96 233.10




CZ1-CORN FUTURE Dec21

480.28 /

360.21 /

240.14 /
— 120.07
ol
=
g, 0.00 . . . . . . \
Or 0.00 137.88 275.75 413.63 551.50 689.38 827.25 965.13 1,103.00
(‘IJ -120.07 /

-240.14 /

-360.21

-480.28

74
KCZ1-COFFEE 'C' FUTURE Dec21

348.03 /

261.03 /

174.02 /
— 87.01
ol
=
o 0.00 ; ; ; ; ; ; ]
Or 0.00 4991 99.83 149.74 199.65 249.56 299.48 349.39 399.30
(‘IJ -87.01 /

-174.02 /

-261.03

-348.03

74
KR4175RB0002-2021-11 H&{ME

588.60

441.45 \

294.30 \
= 147.15
=l
=
f_. 0.00 . . . . ; ; ,
Or 0.00 294.30 588.60 882.90 1,177.2 1,471.50 1,765.80 2,060.10 2,354.40
(‘IJ -147.15 \

-294.30 \

-441.45 \

-588.60



KWZ1-KC HRW WHEAT FUT Dec21

136.12

102.09

68.06

34.03

/

T 1

0.00

.00 195.19

T T

390.38

585.56 780.75 975.94

T

1,171.13

1,366.31

1,561.50

-34.03

/

-68.06

/

-102.09

-136.12

215.46

143.64

71.82

0.00

-71.82

-143.64

-215.46

-287.28

423.20

317.40

211.60

105.80

0.00

0.00

-105.80

-211.60

-317.40

-423.20

712

SBH2-Sugar #11 (WORLD) Mar22

/

T 1

T T

.00 4.98 9.96

14.94 19.92 24.90

T

29.88

34.86 39.84

/

/

72

SF2-SOYBEAN FUTURE Jan22

/

T 1

T T

297.13 594.25

891.38 ,188.50 1,485.63

T

1,782.75

2,079.88 2,377.00




SMF2-SOYBEAN MEAL FUTR Jan22

194.74
146.06
97.37
— 48.69
3|
i‘ 0-00 T T T J T T 1
Or 0.00 82.08 164.15 246.23 328.30 410.38 574.53 656.60
4“ -48.69
-97.37
-146.06
-194.74 -
7t4
WZ1-WHEAT FUTURE(CBT) Dec21
267.68
200.76
133.84
— 66.92
&
E.:,‘_F_ 0.00 T T T 7 T T )
BF 0.00 192.00 384.00 576.00 768.00 960.00 1,344.00 1,536.00
4“ -66.92
-133.84
-200.76
-267.68 -
74
3. AlLI2|E &l HF (X C =40 Hd=H) CH|.EH TRl
BOF2 SOYBEAN OIL FUTR Jan22 26
CTZ1 COTTON NO.2 FUTR Dec21 11
CZ1 CORN FUTURE Dec21 38
KCZ1 COFFEE 'C' FUTURE Dec21 28
KR4175RB002021-11 HEME 47
KWZ1 KC HRW WHEAT FUT Dec21 11
SBH2 Sugar #11 (WORLD) Mar22 23
SF2 SOYBEAN FUTURE Jan22 34
SMF2 SOYBEAN MEAL FUTR Jan22 16
WZ1 WHEAT FUTURE(CBT) Dec21 21
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