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VGUO-EURO STOXX 50 Sep20
404.21

303.16

202.10

101.05

— 0-00 T T T 1 T T T
?{5 0.00 824.50 1,649.00 2,473.50,3,298.00 4,122.50 4,947.00 5,771.50 6,596.00

-101.05

-202.10

-303.16

-404.21 -

3. AlL2| @ ST S (H T2 Ao A3 ) (EH9: 2t
VGUO EURO STOXX 50 Sep20 32

o

4. THYNMEQ| ATH2MOIHTAU(VaR : 99%NE$F,1027|F) (EFg): 2t

o



ZA|Y  2020-07-31
7|Z 2020-07-30

7 2 CH &

e
w7

2. B7|AIHO| 2YRE

388.26

291.19

194.13

97.06

— 0.00

<A

-97.06

-194.13

-291.19

-388.26

3. AlLtEI2 Y AT EHE @ AU AT A) (EH9l ot

27153

d= 0 0 0 YU
7rEd d=

388 0 388 EfLY

HCQO-HSCEI Futures Aug20

.00 2,516.25 5,032.50 7,548.75,0,065.0012,581.2515,097.5017,613.7520,130.00

HCQO

4. PN EO| ATjE MO 4 (VaR : 99%AE2|HF,1027|F) GEEE

o

HSCEI Futures Aug20 31

o



ZA|Y  2020-07-31
7|Z 2020-07-30

At FtEH M= 0 0 0 ZtLK
At FtEH =24 3,394 0 3,394 EfLf
A 7153 ME 5 0 5 ZLY
=4 ft5H =M 0 346,475 -346,475 &L

2. 7N He| &

12
|
P

KR4157Q80002-2020-08 LY 3tSt-Z7|H M2

5.21

3.90

2.60

1.30

— 0.00 T

2& 0.00  4,337.50 8,675.00 13,012.5047,350.0021,687.5026,025.0030,362.5034,700.00

-1.30

-2.60

-3.90

-5.21 -

KR4201Q82871-2020-08 &287.5

192,660.94

128,440.63

64,220.31

— O-OO T T T L T T T
or 0.00 71.88 14375 215.63 28750~ 359.38 43125 503.13 575.00




!

=
r
ar

A

-64,220.31

-128,440.63

-192,660.94

-256,881.25

KR4301Q82853-2020-08 %285

28,500.00

21,375.00

14,250.00

7,125.00

0.

D0

71.25 142.50 213.75 85.00 356.25 427.50 498.75 570.00
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-5.33% 10972 10,246 9,519 8,792 8,064 7,336 6,608
2.67% 6,963 6,258 5,547 4,832 4,112 3,390 2,666
0% 1,824 1,241 631 0 648 -1,310 -1,983
2.67% 4187  -4603 5067 5571  -6107 6,671 7,257
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2.67% 57 55 50 44 36 26 13
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-5.33% -827 914  -1002  -1090  -1178 1,266 1,354
2.67% -130 205 1282 361 442 525 608
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FX21020K01 KRW/USD 18-08-20E
FX21020K01 KRW/USD 18-08-20E
FX21020K03 KRW/USD 26-08-20E
FX21020K03 KRW/USD 26-08-20E
FX21020K05 KRW/USD 03-08-20E
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FX21020MO( KRW/USD 26-08-20E
FX21020M02 KRW/USD 26-08-20E
FX21020M0: KRW/USD 14-09-20E
FX21020M0: KRW/USD 14-09-20E
FX21020M0: KRW/USD 22-09-20E
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