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2,001.52
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— 0.00
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74,218.75

55,664.06
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o 0.00 78.13  156.25 234.38 312.50\_390.63 468.75 546.88 625.00

-18,554.69

-37,109.38

-55,664.06

-74,218.75

KR4201N43151-2018-04 315

547,312.50

410,484.38

273,656.25

136,828.13

— O-OO T T T L T T T
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KR4201N4312018-04 2312.5 4,570
7| =Rt HE S
7t 2500% -1667%  -833% 0%  833%  1667%  2500%
-8.00% 1906 1860 1802 1734 1657 1571 1478
-5.33% 1725 1631 1527 1416 1298 1175 1,047
-2.67% 1295 1152 1,005 856 705 552 398
0% 496 331 165 0 165 331 -496
2.67% 711 860  -1011  -1165  -1322 -1,479 1,638
533%  -2,265  -2370  -2485  -2,608  -2736 -2,870 -3,009
800% 4047  -4107 4180  -4264  -4,358 4,461 4,570
KR4201N4312018-04 2315 31,987
7| =Rt HE S
-2500% -1667%  -833% 0%  833%  1667%  2500%
-800% 12108 11843 11498 11075 10581 10023 9,408
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-16,552

-6,578
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-27,532 -27,610 -27,718
-16,747 -16,984 -17,260
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5,648 5,036 4,415
8,242 7,825 7,377
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74
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4,687.50
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-5,U040.0U
-10,080.00
-15,120.00
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3. AlLt2| 9 2o P RHEE 2 A A ) (EFSI: 24 BHR))
2.529E+11 UBCSFXCL INDEX_2 1,458
7| Z=Xpeke] HEE
e 2500% -1667%  -833% 0%  833%  1667%  25.00%
800%  -1458  -1458  -1458  -1458  -1458 1,458 11,458
-5.33% 972 972 972 972 972 972 972
-2.67% 486 -486 486 486 486 486 486
0% 0 0 0 0 0 0 0
267% 486 486 486 486 486 486 486
5.33% 972 972 972 972 972 972 972
8.00% 1458 1458 1458 1458 1458 1458 1,458
2.529E+11 UBCSFXCL INDEX_3 276
7| Z=Xpete] HEE
7} 2500% -1667%  -833% 0%  833%  1667%  25.00%
-8.00% 276 -276 276 276 276 276 276
-5.33% 184 184 184 184 184 184 184
-2.67% 92 -92 92 92 -92 92 -92
0% 0 0 0 0 0 0 0
267% 92 92 92 92 92 92 92
5.33% 184 184 184 184 184 184 184
8.00% 276 276 276 276 276 276 276
2.529E+11 UBCSFXCL INDEX_5 236
7| Z=Xpeke] HEE
e 2500% -1667%  -833% 0%  833%  1667%  25.00%
. -8.00% -236 -236 236 236 -236 -236 -236
-5.33% 158 158 158 158 158 158 158
-2.67% 79 79 79 79 79 79 79
0% 0 0 0 0 0 0 0
267% 79 79 79 79 79 79 79
5.33% 158 158 158 158 158 158 158
 8.00% 236 236 236 236 236 236 236
2.529E+11 UBCSFXCL INDEX_6 197

7| =Rkl MiEd

74 -25.00%  -16.67% -8.33% 0% 8.33% 16.67% 25.00%



-8.00% -197 -197 -197 -197 -197 -197 -197
-5.33% -131 -131 -131 -131 -131 -131 -131
-2.67% -66 -66 -66 -66 -66 -66 -66
0% 0 0 0 0 0 0 0
2.67% 66 66 66 66 66 66 66
5.33% 131 131 131 131 131 131 131
8.00% 197 197 197 197 197 197 197
2.529E+11 UBCSFXC1 INDEX_7 252

7| =Rkl MiEd
74 -25.00%  -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -252 -252 -252 -252 -252 -252 -252
-5.33% -168 -168 -168 -168 -168 -168 -168
-2.67% -84 -84 -84 -84 -84 -84 -84
0% 0 0 0 0 0 0 0
2.67% 84 84 84 84 84 84 84
5.33% 168 168 168 168 168 168 168
8.00% 252 252 252 252 252 252 252
2.529E+11 UBCSFXC1 INDEX_8 466

7[Rkl iEd
74 -25.00%  -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -466 -466 -466 -466 -466 -466 -466
-5.33% -311 -311 -311 -311 -311 -311 -311
-2.67% -155 -155 -155 -155 -155 -155 -155
0% 0 0 0 0 0 0 0
2.67% 155 155 155 155 155 155 155
5.33% 311 311 311 311 311 311 311
8.00% 466 466 466 466 466 466 466
2.529E+11 UBCSFXC1 INDEX_10 276

7| =Rkl BiEd
74 -25.00%  -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -276 -276 -276 -276 -276 -276 -276
-5.33% -184 -184 -184 -184 -184 -184 -184
-2.67% -92 -92 -92 -92 -92 -92 -92
0% 0 0 0 0 0 0 0
2.67% 92 92 92 92 92 92 92
5.33% 184 184 184 184 184 184 184
8.00% 276 276 276 276 276 276 276
2.529E+11 UBCSFXC1 INDEX_11 631

7| =Rkl MiEd
74 -25.00%  -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -631 -631 -631 -631 -631 -631 -631
-5.33% -420 -420 -420 -420 -420 -420 -420
-2.67% -210 -210 -210 -210 -210 -210 -210
0% 0 0 0 0 0 0 0



2.67% 210 210 210 210 210 210 210
5.33% 420 420 420 420 420 420 420
8.00% 631 631 631 631 631 631 631
2.529E+11 UBCSFXC1 INDEX_12 473

Azl E 5
7} 2 2500% -1667%  -833% 0%  833%  1667%  2500%
-8.00% -473 -473 473 473 -473 473 -473
-5.33% -315 -315 315 315 315 315 -315
-2.67% -158 -158 -158 -158 -158 -158 -158
0% 0 0 0 0 0 0 0
267% 158 158 158 158 158 158 158
5.33% 315 315 315 315 315 315 315
8.00% 473 473 473 473 473 473 473
KR4101N60C 2018-06 A I|200K| =M 2 844

Azl E s
7424 2500% -1667%  -8.33% 0%  833% 16.67% 25.00%
-8.00% -844 -844 -844 -844 -844 -844 -844
. -533% -562 -562 -562 -562 -562 -562 -562
-2.67% 281 281 281 281 281 281 281
0% 0 0 0 0 0 0 0
2.67% 281 281 281 281 281 281 281
5.33% 562 562 562 562 562 562 562
8.00% 844 844 844 844 844 844 844
KR4201N4312018-04 2315 1,804

Azl B

7424 2500% -1667%  -8.33% 0%  833% 16.67% 25.00%
-8.00% 683 668 649 625 597 565 531
-5.33% 627 594 557 515 471 424 375
-2.67% 485 431 374 316 256 196 134
0% 203 136 68 0 68 136 204
2.67% -245 -310 -376 -443 -510 578 -645
5.33% -846 -896 949 -1005  -1,063 1,122 -1,183
8.00% 1557  -1,588  -1624  -1664  -1708 1,755 -1,804
KR4301N4312018-04 £312.5 297
ES I REERE |
7424 2500% -1667%  -8.33% 0%  833% 16.67% 25.00%
-8.00% -288 -289 -290 -291 292 -294 -297
-5.33% -167 -169 172 175 -179 -183 -188
-2.67% -58 64 -70 75 -82 -88 -94
0% 22 15 7 0 7 15 22
267% 66 60 54 48 41 35 28
5.33% 82 80 76 72 68 64 59
8.00% 87 86 85 83 81 78 75
KR4301N4312018-04 £315 1,329
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3. AlLbE| R £ FXHE(E 2 Mo A S ) GEEIE)
260105SGPX SG EURO Covered CALL STRATEGY - 994.569 178
260105SQPXSG EURO Covered CALL STRATEGY 333
OESXJ8-C34. EURO STOXX 50 732
OESXJ8-C34 EURO STOXX 50 723
OESXJ8-P34. EURO STOXX 50 732
OESXJ8-P34!'EURO STOXX 50 723
VGMS8 EURO STOXX 50 JUN18 725
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5,080.56
110,161.13
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7424
3. AL2|QE A0 TEHE (I Ha AojAre (eroluere)
_ o [ 1 z5c
KR410INGO( 2018-06 TAL|200K| %A 2 1,625
7| Z=RHAto| HE
7t -2500%  -1667%  -8.33% 0%  833%  1667%  25.00%
-8.00% 1625 -1625  -1625 1625  -1625 11,625 11,625
-5.33% 1,083  -1,083  -1083  -1083  -1083 -1,083 -1,083
-2.67% -542 -542 542 -542 -542 -542 -542
0% 0 0 0 0 0 0 0
2.67% 542 542 542 542 542 542 542
5.33% 1,083 1,083 1,083 1,083 1,083 1,083 1,083

8.00% 1,625 1,625 1,625 1,625 1,625 1,625 1,625
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KR4101N60( 2018-06 T AIL|200K| M= 81
7| Z=XpAO| HE
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