49,496.00

363

43,309.00

37,122.00

30,935.00

363

24,748.00

18,561.00

JGSQ6-IFSC NIFTY 50 FUT Aug26

| = NIFTY50Q! =

—

12,374.00

(o)

6,187.00

2026-08-10
2026-08-07

0.00

o
=

o
=

Al
7=

ra
o
2. M7|A|-He| &l x

onl

9

[FSC NIFTY 50 FUT Aug26

JGSQ6

on

Z|c= Ao A= (VaR : 99%

4. IH4 Y4 F2



SAY  2026-08-10
712 2026-08-07

SOLO| = 500Et A HH EZHE| HHE| H AT X]|

2 ch&f

r=

x4 M
x| M
x4 M

x| A

OO | O | o

r=
22|

4 (4r

o

U7|AHe| &

=E

4

ESU6-S&P500 EMINI FUT Sep26

0.01

0.01

0.00

—~ 0.00

— 0.00 T T T 7 T
ol 0.00 1,933.69 3,867.38 5,801.06 7,734.75 9,668.44 11,602.13  13,535.81  15,469.50

0.00

0.00

-0.01

-0.01 -

e

HWAU6-SP500 MIC EMIN FUT Sep26

0.01

0.01

0.00

—~ 0.00

— 0.00 T T T ’ T
ol 0.00 1,933.69 3,867.38 5,801.06 7,734.75 9,668.44 11,602.13  13,535.81  15,469.50
A 0.00

0.00

-0.01

-0.01 -



3. AlLtE|eE YRz

ESU6
HWAUG6

HEE =0 S=d)

S&P500 EMINI FUT Sep26
SP500 MIC EMIN FUT Sep26

o A=l (VaR : 99% A E|FF, 102 7| F)

FI\'I
£
£
2
o



2026-08-10
2026-08-07

=
=

o
o

Al
7=

—~ 7 —~
of | < o
ol =1
3 T T
o)} _ -
S oF oF
9 i i
o
@ %
n
[a2]
W,
Q
9
° 3
3
((-) % —~
3 5 3 K
LN % N
= ofl
2 n o
- 3 -
2 Y ~ © KH
= \ S sk
~ n
3 8 g [ R
o M o o X
of 3 < 0 = =
...Al._ rUW 0 w W °°
2 ” i B 5
@ B T s
3 & S =
Q —_ N Oﬂ
<+ " 4 o o
= o 3 20
3 Tl T
Ki e Kq W
JI — JI At
er A =
= 4l 41 > 1
1+ _— o 1 5 —_
ol S B ol
Ko g 8 8 8 8°8 8 g =g o i
=< o o o o o o o o o ru <0
~ - =) 0
5 (B2 3 )
al %) <



SAIY  2026-08-10
2026-08-07

SOLSEAHHEZSHE|H EHXAMHEX

Hefchd  AHeied
A 0 0 0
A MEX  [BM 0 0 0
A 4,941 0 4,941
A MEXHM |2 M 0 0 0
2. M7|A|-He| &l x
GCZ6-GOLD 100 OZ FUTR Dec26
0.00
0.00
0.00
— 0.00
&
EEF‘ 0.00
BF 0.00 1,074.90 2,149.80 3,224.70 4,299.60 5,374.50 6,449.40 7,524.30 8,599.20
‘HJ 0.00
0.00
0.00
0.00
74

3. ALIE| 2 P THSE HE L0 E=H)
AOGLDUSC3 GLD US 08/07/26 C378 EQUITY
GCZ6 GOLD 100 OZ FUTR Dec26

4, TPHAEO| ZCf&A 03U (VaR : 99%LE|FF,1027|F)

m
£
15
2
o



SAIY  2026-08-10
2026-08-07

SOLEZE|HHHEZSOTMAHZ

SHAE

M {7tsd  |[M= 0 0 0| &L
M 27t5dH  |SM 0 0 0
A {7tsd  |M=E 0 1,570 -1,570| &Ly
A 27t5H  |SM 0 0 0
2. TN &=
KR4A50680003-2026-08 SKSFO| S 27 2 &8
1.43
1.07
0.71
— 0.36
=
fI, 0.00
Or 0.00 713,500.00 1,427,000.00. 2,140,500.00 2,854,000.00
4“ -0.36
-0.71
-1.07
-1.43
7tA
3. AlLE| 2 &0 AXRHE (X & A0 A ) [(GEE R )
AOPLTRUBC PLTR US 08/07/26 C130 EQUITY 707
AOPLTRUBP' PLTR US 08/07/26 P130 EQUITY 95
KR4A506800 2026-08 SK3IO|HANHME 126
4. THMARZ Ol X|C & A0 AF2H(VaR : 99%ME|$= 10U 7| &) (THl-E TR

N
~
w
=)



2026-08-10

SAY
7=

2026-08-07

Ql
=

SOLZZHE| Of 0] A} 14

2. WI|MHEe o7z

onl

AOTLTUSAC(TLT US 08/07/26 C83 EQUITY

onl

@

Z| & Mo A2 U (VaR : 99% A E|$=F, 107

4. THY Y4 F2



2026-08-10
2026-08-07

SOLZEMTOP3E 2| A G| H 2| X| AFEFX| 2=(

2. WI|MHEe o7z

KR4AM7690001-2026-09 SOL ZMTOP3IZ A EHME

0.03
0.02
0.01
— 0.01
=
§'3=£ 0.00
SI' 0.00 7,335.00 14,670.00 22,005.00 29,340.00 36,675.00 44,010.00 51,345.00 58,680.00
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-0.03
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3. AlLE| 2 &0 AXRHE (X & A0 A ) m e RELASIEC)
KR4AM7690001 2026-09 SOL ZMTOPIEHAIWHME 9,491
7| Z=ApLo| HE M
7t4 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -9,491 -9,491 -9,491 -9,491 -9,491 -9,491 -9,491
-5.33% -6,327 -6,327 -6,327 -6,327 -6,327 -6,327 -6,327
-2.67% -3,164 -3,164 -3,164 -3,164 -3,164 -3,164 -3,164
0% 0 0 0 0 0 0 0
2.67% 3,164 3,164 3,164 3,164 3,164 3,164 3,164
5.33% 6,327 6,327 6,327 6,327 6,327 6,327 6,327
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KR4A01690002-2026-09 A A Il 200X| =M &

0.00

0.00

0.00

0.00

0.00

244.69 489.38 734.06 978.75 1,223.44 1,468.13 1,712.81

1,957.50

0.00

0.00

0.00

0.00 -
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.00
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KR4BAFBR9853-A A I| 2| 2 2|M C 2608W2 985.0

0.00 +
0.00
0.00
— 0.00
&
ir‘ 0.00 T T T T T T T 1
ol 0.00 246.25 492.50 738.75 985.00 1,231.25 1,477.50 1,723.75 1,970.00
4“ 0.00
0.00
0.00
0.00
7tA
KR4BAFBR9879-D A L| 2| 2 2|M C 2608W2 987.5
0.00 -
0.00
0.00
— 0.00
=
;—r' 0.00 T T T L T T T 1
SI' 0.00 246.88 493.75 740.63 987.50 1,234.38 1,481.25 1,728.13 1,975.00
4“ 0.00
0.00
0.00
0.00
7tA
3.ALE| Y & RATHF (XM HSH) CHQ[: B4 02
KR4A01690002 2026-09 [AL|200K|$ME 507
7| Z=ApLo| HE M
7tA -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -507 -507 -507 -507 -507 -507 -507
-5.33% -338 -338 -338 -338 -338 -338 -338
-2.67% -169 -169 -169 -169 -169 -169 -169
0% 0 0 0 0 0 0 0
2.67% 169 169 169 169 169 169 169
5.33% 338 338 338 338 338 338 338
8.00% 507 507 507 507 507 507 507
KR4A11680001 2026-08 AHEMAPHEME 998
7|Z=ApLto] HE M




7t4 -2500% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -998 -998 -998 -998 -998 -998 -998
-5.33% -665 -665 -665 -665 -665 -665 -665
-2.67% -333 -333 -333 -333 -333 -333 -333

0% 0 0 0 0 0 0 0
2.67% 333 333 333 333 333 333 333
5.33% 665 665 665 665 665 665 665
8.00% 998 998 998 998 998 998 998

KR4BAFBR9853 IAILEEM C 2608W2 985.0 1,618
7| ZAHtO| HE

7t -2500%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 1,618 1,618 1,618 1,618 1,618 1,618 1,618
-5.33% 1,079 1,079 1,079 1,079 1,079 1,079 1,079
-2.67% 539 539 539 539 539 539 539

0% 0 0 0 0 0 0 0
2.67% -539 -539 -539 -539 -539 -539 -539
5.33% -1,079 -1,079 -1,079 -1,079 -1,079 -1,079 -1,079
8.00% -1,618 -1,618 -1,618 -1,618 -1,618 -1,618 -1,618
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7t -2500% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 1,072 1,072 1,072 1,072 1,072 1,072 1,072
-5.33% 715 715 715 715 715 715 715
-2.67% 357 357 357 357 357 357 357

0% 0 0 0 0 0 0 0
2.67% -357 -357 -357 -357 -357 -357 -357
5.33% -715 -715 -715 -715 -715 -715 -715
8.00% -1,072 -1,072 -1,072 -1,072 -1,072 -1,072 -1,072
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KR4A50680003 2026-08 SKSIO|HATNHM = 18,724
7| Z=EX4Ee| HEd
7t4 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 18,724 18,724 18,724 18,724 18,724 18,724 18,724
-5.33% 12,483 12,483 12,483 12,483 12,483 12,483 12,483
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0% 0 0 0 0 0 0 0
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KR4A14680008-2026-08 KT7H'EM &
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KR4A01690002 2026-09 [AL|200K|$ME 175
7| Z=ApLo| HE M
7tA -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -175 -175 -175 -175 -175 -175 -175
-5.33% -117 -117 -117 -117 -117 -117 -117
-2.67% -58 -58 -58 -58 -58 -58 -58
0% 0 0 0 0 0 0 0
2.67% 58 58 58 58 58 58 58
5.33% 117 117 117 117 117 117 117
8.00% 175 175 175 175 175 175 175
KR4A05680009 2026-08 O|L|ZAI200 ME 19
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7t4 -2500% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -19 -19 -19 -19 -19 -19 -19
-5.33% -13 -13 -13 -13 -13 -13 -13
-2.67% -6 -6 -6 -6 -6 -6 -6

0% 0 0 0 0 0 0 0
2.67% 6 6 6 6 6 6 6
5.33% 13 13 13 13 13 13 13
8.00% 19 19 19 19 19 19 19

KR4A11680001 2026-08 &f dTANEM = 7
7|x=XHAte| HEH

7t -2500%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -7 -7 -7 -7 -7 -7 -7
-5.33% -5 -5 -5 -5 -5 -5 -5
-2.67% -2 -2 -2 -2 -2 -2 -2

0% 0 0 0 0 0 0 0
2.67% 2 2 2 2 2 2 2
5.33% 5 5 5 5 5 5 5
8.00% 7 7 7 7 7 7 7

KR4A14680008 2026-08 KT/HE M= 5
7| =XHtO| HE

7t -2500% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -5 -5 -5 -5 -5 -5 -5
-5.33% -3 -3 -3 -3 -3 -3 -3
-2.67% -2 -2 -2 -2 -2 -2 -2

0% 0 0 0 0 0 0 0
2.67% 2 2 2 2 2 2 2
5.33% 3 3 3 3 3 3 3
8.00% 5 5 5 5 5 5 5
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0.00
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4. THENEO| ATHE U0 LIA(VaR : 99% A4 F,1027|F) (Erl: 42t g)



SAY  2026-08-10
712 2026-08-07

O] ZLIAEHM00QI B A B (FA]-THEH)
1. Y=

2. OE7|A|”o| &

0.03

0.02

0.01

0.01

0.00

-0.01

-0.01

-0.02

-0.03

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

A {715 |ME 0 Ly
tllgt NES ME 0
A E3t ME 0 0 O|ZtLH
A FtEH (M= 708 0 708 | ZtLY
A Xl ME 33,955 0 33,955
A &2t ME 3,699 0 3,699 | ZHL{
o] B
HWBU6-NASD100 MICRO EMIN Sep26
.00 7,372.06 14,744.13 22,116.19 29,488.25 36,860.31 44,232.38 51,604.44 58,976.50
7t
KR4A75680004-2026-08 HE{ M &
.00 354.30 708.60 1,062.90 1,417.20 1,771.50 2,125.80 2,480.10 2,834.40




0.00 -

0.03

0.02

0.01

—~ 0.01

— 0.00

-0.01

-0.01

-0.02

-0.03 -

3. AlLtE| 2

712

NQU6-NASDAQ 100 E-MINI Sep25

58,976.50

.00 7,372.06 14,744.13  22,116.19 29,488.25 36,860.31  44,232.38 51,604.44
73
H 2 REHSE 043

HWBUG6 NASD100 MICRO EMIN Sep26
KR4A7568002026-08 HHME
NQU6 NASDAQ 100 E-MINI Sep25

O| X|C&A0| A3 U(VaR : 99% A2 £FE,10L7|F)

=
H0
1E
o
{0



SAY  2026-08-10
712 2026-08-07
SOLO| =30 AHHEZ ()
1. A=A
74 2H CH A
M INES A8 0 0%
A K| A2l 288,420 0 288,420 | %t
2. M7|A|-He| &l x

A

SWKEDI000176-KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN

0.00

0.00

0.00

0.00

0.00
0.00

0.23 0.46 0.68 0.91 1.14 1.37 1.59

1.82

0.00

0.00

0.00

0.00 -

74

SWKEDI000181-KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN

0.00

0.00

0.00

0.00

0.00
0.00

0.23 0.46 0.68 0.91 1.14 1.37 1.59

1.82

0.00

0.00

0.00

0.00 -



SWKEDI000187-KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN

0.00
0.00
0.00
— 0.00
&1
Er 0.00 T T T J T T T 1
ol 0.00 0.24 0.48 0.72 0.96 1.20 1.44 1.68 1.92
4“ 0.00
0.00
0.00
0.00 -
74
SWKEDI000188-KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN
0.00
0.00
0.00
— 0.00
&
?_r_ 0.00 T T T 7 T T T )
ol 0.00 0.24 0.48 0.72 0.96 1.20 1.44 1.68 1.92
(-IJ 0.00
0.00
0.00
0.00 -
74
3. AlLIE| 28 £ L ZHE (XM 0f| A F ) (=24 DERD)
SWKEDIO001KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN 7,386
SWKEDI0001 KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN 2,899
SWKEDIO001KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN 7,506
SWKEDI0001 KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN 5,244
4. TPHMEQ| X|Cf&=Ho 43 M (VaR : 9% MEIFTE, 10U 7|F) (G- EH TRl



