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0.00
0.00
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— 0.00

o2

;—r' 0.00 T T T 1 T T T 1

6r 0.00 276.25 552.50 828.75 1,105.00 1,381.25 1,657.50 1,933.75 2,210.00
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KR4A01690002 2026-09 [AL|200K|$ME 568
7|Z=ApLto| HE
7tA -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -568 -568 -568 -568 -568 -568 -568
-5.33% -379 -379 -379 -379 -379 -379 -379
-2.67% -189 -189 -189 -189 -189 -189 -189
0% 0 0 0 0 0 0 0
2.67% 189 189 189 189 189 189 189
5.33% 379 379 379 379 379 379 379
8.00% 568 568 568 568 568 568 568
KR4A11680001 2026-08 AHEMAPHEME 1,136
7| Z=ApLO| HE




7t -2500%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -1,136 -1,136 -1,136 -1,136 -1,136 -1,136 -1,136
-5.33% -757 -757 -757 -757 -757 -757 -757
-2.67% -379 -379 -379 -379 -379 -379 -379

0% 0 0 0 0 0 0 0
2.67% 379 379 379 379 379 379 379
5.33% 757 757 757 757 757 757 757
8.00% 1,136 1,136 1,136 1,136 1,136 1,136 1,136

KR4BO9F6A335 [AO[@[EE| C 2607W3 1,080.0 902
7| ZAHtO| HE

7t4 -2500%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -788 -802 -818 -837 -857 -879 -902
-5.33% -417 -442 -468 -496 -525 -554 -585
-2.67% -112 -146 -180 214 -249 -283 -318

0% 105 70 35 0 -35 -71 -106
2.67% 237 209 179 149 117 85 53
5.33% 303 285 265 242 217 192 165
8.00% 331 322 310 295 278 260 239

KR4BO9F6A343 IAOQEE| C 2607W3 1,082.5 605
7| =XHtO| HE

7t -2500% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -533 -541 -551 -563 -576 -590 -605
-5.33% -284 -300 -317 -335 -354 -373 -393
-2.67% -79 -101 -123 -145 -168 -191 -214

0% 70 47 23 0 -23 -47 -71
2.67% 162 142 122 102 81 59 37
5.33% 209 196 182 166 150 132 114
8.00% 229 222 214 204 192 179 165
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7t
KR4A50680003-2026-08 SKSIO| I AT|EME
1.94
1.45
0.97
— 0.48
=1
;_r, 0.00 T ¥ T )
6r 0.00 967,500.00 1,935,000.00. 2,902,500.00 3,870,000.00
4“ -0.48
-0.97
-1.45
-1.94
7t
3. A|LI2| ¥ &0l XH = (X|CHj & Al o) AF2 M) (- HH TR
KR4A01690002 2026-09 T AL 200K | =M= 306
7| Z=RH4te] HEH
74 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -306 -306 -306 -306 -306 -306 -306
-5.33% -204 -204 -204 -204 -204 -204 -204
-2.67% -102 -102 -102 -102 -102 -102 -102
0% 0 0 0 0 0 0 0
2.67% 102 102 102 102 102 102 102
5.33% 204 204 204 204 204 204 204
8.00% 306 306 306 306 306 306 306
KR4A11680001 2026-08 AHEMAPHEME 8
7| ZE=RH4te] HE N




7t -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -8 -8 -8 -8 -8 -8 -8
-5.33% -6 -6 -6 -6 -6 -6 -6
-2.67% -3 -3 -3 -3 -3 -3 -3

0% 0 0 0 0 0 0 0
2.67% 3 3 3 3 3 3 3
5.33% 6 6 6 6 6 6 6
8.00% 8 8 8 8 8 8 8

KR4A14680008 2026-08 KT/HE M= 5
7|x=XHAte| HEH

7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -5 -5 -5 -5 -5 -5 -5
-5.33% -3 -3 -3 -3 -3 -3 -3
-2.67% -2 -2 -2 -2 -2 -2 -2

0% 0 0 0 0 0 0 0
2.67% 2 2 2 2 2 2
5.33% 3 3 3 3 3 3
8.00% 5 5 5 5 5 5 5

KR4A50680003 2026-08 SKSIO|HATNEM = 31
7|E=XHAte| HSH

7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 31 31 31 31 31 31 31
-5.33% 20 20 20 20 20 20 20
-2.67% 10 10 10 10 10 10 10

0% 0 0 0 0 0 0 0
2.67% -10 -10 -10 -10 -10 -10 -10
5.33% -20 -20 -20 -20 -20 -20 -20
8.00% -31 -31 -31 -31 -31 -31 -31
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7t4 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -66 -66 -66 -66 -66 -66 -66
-5.33% -44 -44 -44 -44 -44 -44 -44
-2.67% -22 -22 -22 -22 -22 =22 -22
0% 0 0 0 0 0 0 0
2.67% 22 22 22 22 22 22 22
5.33% 44 44 44 44 44 44 44
8.00% 66 66 66 66 66 66 66
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7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -48 -48 -48 -48 -48 -48 -48
-5.33% -32 -32 -32 -32 -32 -32 -32
-2.67% -16 -16 -16 -16 -16 -16 -16

0% 0 0 0 0 0 0 0
2.67% 16 16 16 16 16 16 16
5.33% 32 32 32 32 32 32 32
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KR4A11680001 2026-08 &f dTANEM = 4
7|x=XHAte| HEH

7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -4 -4 -4 -4 -4 -4 -4
-5.33% -3 -3 -3 -3 -3 -3 -3
-2.67% -1 -1 -1 -1 -1 -1 -1

0% 0 0 0 0 0 0 0
2.67% 1 1 1 1 1 1 1
5.33% 3 3 3 3 3 3 3
8.00% 4 4 4 4 4 4 4
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7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -5 -5 -5 -5 -5 -5 -5
-5.33% -3 -3 -3 -3 -3 -3 -3
-2.67% -2 -2 -2 -2 -2 -2 -2

0% 0 0 0 0 0 0 0
2.67% 2 2 2 2 2 2 2
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7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -4 -4 -4 -4 -4 -4 -4
-5.33% -2 -2 -2 -2 -2 -2 -2
-2.67% -1 -1 -1 -1 -1 -1 -1

0% 0 0 0 0 0 0 0
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7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
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-2.67% -5 -5 -5 -5 -5 -5 -5

0% 0 0 0 0 0 0 0




2.67% 5 5 5 5 5 5
5.33% 9 9 9 9 9 9
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KR4A50680003 2026-08 SKSIO| AT HM = 12

7| =R AbO| EH 5
A -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 12 12 12 12 12 12 12
-5.33% 8 8 8 8 8 8 8
-2.67% 4 4 4 4 4 4 4
0% 0 0 0 0 0 0 0
2.67% -4 -4 -4 -4 -4 -4 -4
5.33% -8 -8 -8 -8 -8 -8 -8
8.00% -12 -12 -12 -12 -12 -12 -12
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7| ZRHAto| HE Y
7t -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -2 -2 -2 -2 -2 -2 -2
-5.33% -1 -1 -1 -1 -1 -1 -1
-2.67% -1 -1 -1 -1 -1 -1 -1
0% 0 0 0 0 0 0 0
2.67% 1 1 1 1 1 1 1
5.33% 1 1 1 1 1 1 1
8.00% 2 2 2 2 2 2 2
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-8.00% -1 -1 -1 -1 -1 -1 -1
-5.33% -1 -1 -1 -1 -1 -1 -1
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0% 0 0 0 0 0 0 0
2.67% 0 0 0 0 0 0 0
5.33% 1 1 1 1 1 1 1
8.00% 1 1 1 1 1 1 1
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-2.67% 2 2 2 2 2 2 2
0% 0 0 0 0 0 0 0
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0% 0 0 0 0 0 0 0
2.67% 18 18 18 18 18 18 18
5.33% 36 36 36 36 36 36 36
8.00% 54 54 54 54 54 54 54

KR4A23680007 2026-08 &f 37| /EM = 24
7|x=XHAte| HEH

7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -24 24 -24 -24 -24 -24 -24
-5.33% -16 -16 -16 -16 -16 -16 -16
-2.67% -8 -8 -8 -8 -8 -8 -8

0% 0 0 0 0 0 0 0
2.67% 8 8 8 8 8 8 8
5.33% 16 16 16 16 16 16 16
8.00% 24 24 24 24 24 24 24

KR4A50680003 2026-08 SKSIO|HATNEM = 181
7|E=XHAte| HSH

7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 181 181 181 181 181 181 181
-5.33% 120 120 120 120 120 120 120
-2.67% 60 60 60 60 60 60 60

0% 0 0 0 0 0 0 0
2.67% -60 -60 -60 -60 -60 -60 -60
5.33% -120 -120 -120 -120 -120 -120 -120
8.00% -181 -181 -181 -181 -181 -181 -181

KR4AB0680002 2026-08 LGREZHAVNEM = 24
22 Ea

7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -24 24 -24 -24 -24 -24 -24
-5.33% -16 -16 -16 -16 -16 -16 -16
-2.67% -8 -8 -8 -8 -8 -8 -8

0% 0 0 0 0 0 0 0
2.67% 8 8 8 8 8 8 8
5.33% 16 16 16 16 16 16 16
8.00% 24 24 24 24 24 24 24

KR4ACF680003 2026-08 7t7t7/NE M= 59
7| BXHte| MBS

7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 59 59 59 59 59 59 59
-5.33% 40 40 40 40 40 40 40
-2.67% 20 20 20 20 20 20 20

0% 0 0 0 0 0 0 0




2.67% -20 -20 -20 -20 -20 -20 -20
5.33% -40 -40 -40 -40 -40 -40 -40
8.00% -59 -59 -59 -59 -59 -59 -59

KR4AD8680000 2026-08 ALCHEH DI IfHM = 11
7| =R AbO| EH 5

A -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 11 11 11 11 11 11 11
-5.33% 8 8 8 8 8 8 8
-2.67% 4 4 4 4 4 4 4

0% 0 0 0 0 0 0 0
2.67% -4 -4 -4 -4 -4 -4 4
5.33% -8 -8 -8 -8 -8 -8 -8
8.00% -11 -11 -11 -11 -11 -11 -11

KR4ADD680004 2026-08 M MANE M= 22
7| ZRHAto| HE Y

7t -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 22 22 22 22 22 22 22
-5.33% 15 15 15 15 15 15 15
-2.67% 7 7 7 7 7 7 7

0% 0 0 0 0 0 0 0
2.67% -7 -7 -7 -7 -7 -7 -7
5.33% -15 -15 -15 -15 -15 -15 -15
8.00% -22 22 -22 -22 -22 -22 -22

4. P EQ| Z|CHEMO Y4 ZH(VaR : 99%LE|+=FE,1027|F) (EH =4 2ER)

5
w
o)
o




U7|AHe| &

0.01

0.01

0.00

0.00

0.00

0.00

0.00

-0.01

-0.01

0.01

0.01

0.00

0.00

0.00

0.00

0.00

-0.01

SAY  2026-07-15
712 2026-07-14

0| 3S&P500Q A 2 (F AT} EH)
v (o1 0=

M INES Ma 0 0 0

M NES ME 0 0 o/
M E3t Ma 0 0 O|ZHLH
A NES ME 66,936 0 66,936

A Xl ME 288 0 288| &Ly
A =Kl MNE 10,600 0 10,600 | & LY

o] B
ESU6-S&P500 EMINI FUT Sep26
.00 1,890.75 3,781.50 5,672.25 7,563.00 9,453.75 11,344.50 13,235.25 15,126.00
74
HWAUG6-SP500 MIC EMIN FUT Sep26

.00 1,890.75 3,781.50 5,672.25 7,563.00 9,453.75 11,344.50 13,235.25 15,126.00




-0.01 -

712

KR4A75670005-2026-07 H&{ME

0.00

0.00

0.00

— 0.00

o 0.00 :
ol 0.00 373.25
W 500

746.50 1,119.75 1,493.00 1,866.25

2,239.50 2,612.75 2,986.00

0.00

0.00

0.00 -

3. AlLE| 8 &9 7=
ESU6
HWAU6

HEEICHE L ESA)
S&P500 EMINI FUT Sep26
SP500 MIC EMIN FUT Sep26

KR4A7567002026-07 HHME

4, DPHAEO| ZCf&=AM oS3 U(VaR : 99%AE|FF,1027|F)

=
H0
1E
o
{0



SAY  2026-07-15
712 2026-07-14

O] ZLIAEH00QH A B (FA]-THEH)
v (o1 0=

AR {ItEd  |ME 0 S
A Rl Mg 0
A7 szt Mg 0 0 JET
A F7t5dH  |[ME 362 0 362 | ZrLY
el Xl ME 33,019 0 33,019
A =Kl ME 3,897 0 3,897| &kLY
TE7[A| "l &l x
HWBU6-NASD100 MICRO EMIN Sep26
0.03
0.02
0.01
0.01
0.00 T T T ? T T T )
0.00 7,368.94 14,737.88 22,106.81 29,475.75 36,844.69 44,213.63 51,582.56 58,951.50
-0.01
-0.01
-0.02
-0.03 -
74
KR4A75670005-2026-07 HE{M &
0.00
0.00
0.00
0.00
0-00 T T T J T T T 1
0.00 373.25 746.50 1,119.75 1,493.00 1,866.25 2,239.50 2,612.75 2,986.00
0.00
0.00
0.00




0.00 |

0.03
0.02
0.01
—~ 0.01
— 0.00
-0.01
-0.01

-0.02

-0.03 -

3. AlLtE2| 2

712

NQU6-NASDAQ 100 E-MINI Sep25

58,951.50

HWBUG6 NASD100 MICRO EMIN Sep26
KR4A7567002026-07 HHME
NQU6 NASDAQ 100 E-MINI Sep25

O| X|C&A0| A3 U(VaR : 99% A2 £FE,10L7|F)

.00 7,368.94 14,737.88  22,106.81 29,475.75  36,844.69  44,213.63  51,582.56
73
H 2 REHSE 043

=
H0
1E
o
{0



e 2026-07-15
Q' 2026-07-14

SOLO| 2302 MAHHES ()

2 ch&f

M INES e 0 0%
A K| A2l 308,524 0 308,524 | &t

U7IAHe| &

A

=

SWKEDI000176-KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN

0.00

0.00

0.00

0.00

0.00
0.00

0.24 0.49 0.73 0.97 1.21 1.46 1.70

1.94

0.00

0.00

0.00

0.00 -

71

SWKEDI000181-KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN

0.00

0.00

0.00

0.00

0.00
0.00

0.24 0.49 0.73 0.97 1.21 1.46 1.70

1.94

0.00

0.00

0.00

0.00 -



0.00

0.00

0.00

—~ 0.00

— 0.00

0.00

0.00

0.00

0.00 -

0.00

0.00

0.00

—~ 0.00

— 0.00

0.00

0.00

0.00

0.00 -

SWKEDI000184-KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN

.00 0.24 0.47 0.71 0.94 1.18 1.41 1.65 1.88
e
SWKEDI000185-KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN
.00 0.24 0.47 0.71 0.94 1.18 1.41 1.65 1.88

3. MLIE| 28 £YFZHFE L0 ESH)

SWKEDIO001 KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN
SWKEDIO001 KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN
SWKEDIO001 KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN
SWKEDIO001 KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN

4. TIPS AEC| XCHEHU U (VaR : 99%LEITE,10Y7|F)
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