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4“ 0.00
0.00
0.00
-0.01 -
74
HWAH5-SP500 MIC EMIN FUT Mar25
0.01
0.00
0.00
— 0.00
2
i[ 0.00 T T T J T T T 1
EI' 0.00 1,508.38 3,016.75 4,525.13 6,033.50 7,541.88 9,050.25 10,558.63 12,067.00
<‘IJ 0.00
0.00
0.00
-0.01 -



3. A|LIE| ¥ &0l X = (X|Clj & Al0f AF2 M) (G R ET))
ESH5 S&P500 EMINI FUT Mar25 2,139
HWAH5 SP500 MIC EMIN FUT Mar25 98
O X|C&A0| A3 U(VaR : 99% A2 EFE,10L7|F) (e R L))




2025-01-21
2025-01-20

A e 0 0 0
M =K ME 0 0 0/&e
A {7tsd  |M=E -78 3,576 -3,654
A &2t ME 0 1,261 -1,261| %2
2. M7|A|-He| &l x
MOZ25-ECX EMISSION Dec25
0.00
0.00
0.00
— 0.00
&l
ir_ 0.00
Or 0.00 19.82 39.63 59.45 79.26 99.08 118.89 138.71 158.52
4“ 0.00
0.00
0.00
0.00
74
3. A L2l &l X HF (x| &40 A SH) (GE R L))
2109930930/ ICE EUA CARBON FUTURES CUSTOM ROLL INDEX 6
FXW213ECS(KRW/EUR 31-01-25E 9
FXW213ECS(KRW/EUR 31-01-25E 92
MOZ25 ECX EMISSION Dec25 286
4, TPHAEO| ZCf&A 03U (VaR : 99%LE|FF,1027|F) (GE RS



SAY  2025-01-21
712 2025-01-20

0] 2LEACSH002IHA B (AT} E)

Mt e 0 0 0
AT FtEH  |ME 0 0 O|ZHLH
A {7tsd  |M=E 13,818 0 13,818
A F7t5dH  |[ME 879 0 879|ZtLY
TE7|A|He| &=
HWBH5-NASD100 MICRO EMIN Mar25
0.02
0.02
0.01
— 0.01
&l
=|
f_r_ 0.00 T T T ? T T T )
Or 0.00 5,398.69 10,797.38 16,196.06 21,594.75 26,993.44 32,392.13 37,790.81 43,189.50
4“ -0.01
-0.01
-0.02
-0.02 -
74
NQH5-NASDAQ 100 E-MINI Dec20
0.02
0.02
0.01
— 0.01
2
i[ 0.00 T T T J T T T 1
EI' 0.00 5,398.69 10,797.38 16,196.06 21,594.75 26,993.44 32,392.13 37,790.81 43,189.50
<‘IJ -0.01
-0.01
-0.02
-0.02 -



3. ALE|QE 2R RHS A2 MANTY) (EHQL: Bt 2))

HWBH5  NASD100 MICRO EMIN Mar25 70
NQH5 NASDAQ 100 E-MINI Dec20 1,105
4. TP &F 0| A=A (VaR : 9% UE|+F,10L7|E) (THel: 4 2hE)

-
o
N
~



SAY  2025-01-21
712 2025-01-20

SoLO|=Z30E I MAHHEZ ()

74 2H CH A
et K= ] 0 0 0 &2
A NES A 205,238 0 205,238 | %t Q|

2. W7|AHe & Rx

3.ALE| Y &R ZTHE(X|CH&M0|ASAH) G REL I E))
SWKEDIO00C KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN 708
SWKEDI0001 KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN 6,489
SWKEDIO001KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN 6,394
SWKEDI0001 KEDI US TREASURY 20Y+ 2% OTM BUYWRITE IN 2,944

4. TP AEC| XM H S H(VaR : 99%LEITFE10Y7|F) G Rl E))



SAY  2025-01-21
712 2025-01-20

SOLO|ZH|ATOP10QAH A MEX| £ (FA =S

7{2HCH &
et A= — 0 0&el
A NES ] 5,635 0 5,635 &2
2. M7|A|-He| &l x
3. ALt2| ¥ &0l X H F (X|C& 40 A3 ) (THR|: TR

SWSOLO000( SOLACTIVE US TECH TOP 10 CUSTOM INDEX
SWSOLO0OO(SOLACTIVE US TECH TOP 10 CUSTOM INDEX
SWSOLO000( SOLACTIVE US TECH TOP 10 CUSTOM INDEX
SWSOLOO0OO(SOLACTIVE US TECH TOP 10 CUSTOM INDEX

p
)
p
)

(
(
(
(

4. TPYLEO| Z|Ci &M 4FH(VaR : 99% L EIFF, 10U 7| &) (CHQ|:uH ot

o



SAY  2025-01-21

712 2025-01-20
Ol LA X| QI A E3 A B (4] A-THE H)
1. A=A

7eithd AHeled
A M= *7t5H 0 0 0
tllgt FtEH  |ME 0 0 0
A E3t ME 0 0 O|ZtLH
A M= F7t5H 111 0 111
A {7tsd  |[M=E 786 0 786
A S35t ME 0 203 -203| &Ly
2. M7|A ™| &l X
CLH5-WTI CRUDE FUTURE Mar25
0.00
0.00
0.00
—~ 0.00
&l
EEI‘ 0.00 T T T 7 T T T )
BF 0.00 19.35 38.70 58.04 77.39 96.74 116.09 135.43 154.78
4“ 0.00
0.00
0.00
0.00 -
74
COK5-BRENT CRUDE FUTR May25
0.00
0.00
0.00
— 0.00
2
=]
fL 0.00 T T T J T T T 1
ol 0.00 19.61 39.22 58.82 78.43 98.04 117.65 137.25 156.86
'(‘IJ 0.00
0.00
0.00




0.00

712

ECH5-E-MINI CRUDE OIL Jan25

0.00

0.00

0.00

0.00

/

0.00

.00

19.35 38.70 58.04 77.39 96.74 116.09 135.43 154.78

0.00

/

0.00

/

0.00

0.00

0.00

72

EOH5-E-MINI NATURAL GAS Mar25

0.00

0.00

0.00

0.00

.00

0.00

0.00

0.00

0.00

72

KR4175W20008-2025-02 | ME

0.00

0.00

0.00

0.00

o~

0.00

.00

362.13 724.25 1,086.38 1,448.5 1,810.63 2,172.75 2,534.88 2,897.00

0.00

.

0.00

0.00

o~

N



0.00 ‘

712

NGH25-NATURAL GAS FUTR Mar25

0.00

0.00

0.00

0.00

0.00

.00 0.87

0.00

0.00

0.00

0.00

0.00

72

QSH5-Low Su Gasoil G Mar25

0.00

0.00

0.00

0.00

/

.00 186.88

T T

373.75

560.63 747.50 934.38

T

1,121.25

T 1

1,308.13 1,495.00

0.00

/

0.00

/

0.00

0.00

72

XBH5-GASOLINE RBOB FUT Mar25

0.00

0.00

0.00

0.00

/

0.00

.00 0.54

1.07

1.61 2.14 2.68

3.21

3.75 4.28

0.00

/

0.00

/

0.00

/



0.00 -

3. AlLI2| 2

EEREE L HE L R UL

CLH5
COK5
ECH5
EOH5

WTI CRUDE FUTURE Mar25
BRENT CRUDE FUTR May25
E-MINI CRUDE OIL Jan25
E-MINI NATURAL GAS Mar25

KR4175W20(2025-02 HME

NGH25
QSH5
XBH5

NATURAL GAS FUTR Mar25
Low Su Gasoil G Mar25
GASOLINE RBOB FUT Mar25

o &= H(VaR : 9% E|FF, 10 7|F)

/rl\'l
£
1E
2
o



