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BOZ3-SOYBEAN OIL FUTR Dec23
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CTZ3-COTTON NO.2 FUTR Dec23
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0.00
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0.00

0.00
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0.00
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CZ3-CORN FUTURE Dec23

/

.00 121.81 243.63 36M.25 609.06 730.88 852.69 974.50
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KCZ3-COFFEE 'C' FUTURE DEC23
.00

39.43 78.85 118.28 157.70 197.13 236.55 275.98 315.40

/

/
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KR4175T80008-2023-08 H&{ME

o~

.00

332.58 665.15 997.73 1,330.3 1,662.88 1,995.45 2,328.03 2,660.60
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0.00

0.00
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/

0.00
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.00 191.50

T T

383.00

574.50 766.00 957.50

T

1,149.00

T 1
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/

0.00

/

0.00

0.00

0.00
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SBV3-Sugar #11 (WORLD) Oct23

0.00

0.00

0.00

0.00

/

.00 6.08

T T

12.17

18.25 24.33 30.41

T

36.50

T 1

42.58 48.66

0.00

/

0.00

/

0.00

0.00
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0.00

0.00

0.00

0.00

/
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T 1

680.23 777.40

0.00

0.00

0.00

0.00
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0.00

/

0.00

/

0.00

/

—~ 0.00

/

o 0.00

ol 0.00 326.88 653.75 980.63 1,307.50 1,634.38 1,961.25 2,288.13 2,615.00
A 0.00

/

0.00

/

0.00

0.00
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0.00

/

0.00

/

0.00

/

—~ 0.00

/

I 0.00

ol 0.00 163.44 326.88 490.31 653.75 817.19 980.63 1,144.06 1,307.50
H 0.00

0.00

0.00

0.00
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HCQ3-HSCEI Futures Aug23

0.01

0.00

0.00

—~ 0.00

— 0.00
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KR4201T93401-2023-09 =340
.00 85.00 170.00 255.00 340.00 425.00 510.00 595.00 680.00
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KR4201T93427-2023-09 =342.5
.00 85.63 171.25 256.88 342.50 428.13 513.75 599.38 685.00
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35 000O.I]O 85.00 170.00 255.00 340.00 425.00 510.00 595.00 680.00
0.00
0.00
0.00 -
e
3. AlLEE| @18 20| LEH S (A& Alo] A2 o) SEIRTTIEY
KR4201T93401 2023-09 =340 2,013
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74 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 754 737 716 689 658 623 584
-5.33% 693 657 615 569 519 467 411
-2.67% 538 478 414 349 282 214 145
0% 230 153 77 0 =77 -154 -231
2.67% -265 -340 -415 -491 -567 -644 -721
5.33% -932 -990 -1,052 -1,116 -1,182 -1,250 -1,320
8.00% -1,726 -1,762 -1,804 -1,851 -1,902 -1,956 -2,013
KR4201T93427 2023-09 23425 544
IO
74 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 186 182 177 171 163 154 144
-5.33% 173 164 154 142 129 116 101
-2.67% 138 122 106 88 70 52 33
0% 63 42 21 0 =21 -43 -64
2.67% -62 -84 -106 -128 -150 -172 -194
5.33% -238 -256 =275 -294 -314 -335 -355
8.00% -453 -466 -479 -494 -510 -527 -544
KR4301T93409 2023-09 %340 608
TE O
74 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -561 -565 -571 -579 -588 -597 -608
-5.33% -320 -331 -342 -355 -369 -384 -399
-2.67% -106 -123 -141 -159 -178 -197 =217
0% 64 43 22 0 =22 -43 -65
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H202 2YHEE (H) (X 3 = &-1t4d)
1. A=A

A 5 |rdZHE 0 0 0
M 3t ME 0 0 0/&e
Sl f7t5d  |=45H 18,043 0 18,043
A &2t ME 932 18,999 -18,067 | &2
2. M7|A|-He| &l x
3. ALE| 2 &0l X H T (x| &40 A S l) (THEHTER)
FXW213D5S(KRW/USD 31-08-23E 696
FXW213D6S(KRW/USD 27-09-23E 559
FXW213D7T(KRW/USD 31-10-23E 265
FXW213D81(USD/KRW 31-08-23E 32
FXW213D84(USD/KRW 31-08-23E 43
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4. TPAYEQ| Z|Cf&Ho L3 W (VaR : 99%MEITFE10Y7|E) (e R £ )



SAY  2023-08-16
712 2023-08-14
A OFEKRX300Q1 Sl A B (3= A

.I

KR4101T90003-2023-09 2 A 1| 200X| =M =
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3'; 0.00 84.31 168.63 252.94 337.25 42156 505.88 590.19 674.50
0.00
0.00
0.00
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3. A|lL}2|H &0l A X H Z (X|CH=A o] A ) (GE R L))
KR4101T90003 2023-09 R AIR00K| =M= 7
7| EXFALO| HEM
7t4 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -7 -7 -7 -7 -7 -7 -7
-5.33% -4 -4 -4 -4 -4 -4 -4
-2.67% -2 -2 -2 -2 -2 -2 -2
0% 0 0 0 0 0 0 0
2.67% 2 2 2 2 2 2 2
5.33% 4 4 4 4 4 4 4
8.00% 7 7 7 7 7 7 7
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2108841227KW-IHS Markit Global Carbon Index(TR)

0.00

0.00

0.00

0.00

0.00

0.26 0.51 0.77 1.02 1.28 1.53 1.79

2.04

0.00

0.00

0.00

0.00 -
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2108841227MR-IHS Markit Global Carbon Index(TR)

0.00

0.00

0.00

0.00

0.00

0.26 0.51 0.77 1.02 1.28 1.53 1.79

2.04

0.00

0.00

0.00

0.00 -



2108841227NH-IHS Markit Global Carbon Index(TR)

0.00
0.00
0.00
— 0.00
ol
Er’ 0.00 T T T J T T T 1
ol 0.00 0.26 0.51 0.77 1.02 1.28 1.53 1.79 2.04
A 0.00
0.00
0.00
0.00 -
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3. AlLIZ|Q S 20| T RHS (A THE L0 4Z ) (EH2l: e Bk el)
2108841227/ IHS Markit Global Carbon Index(TR) 1,814
2108841227!1HS Markit Global Carbon Index(TR) 213
2108841227/ IHS Markit Global Carbon Index(TR) 107
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. 0.00
&l
EL
ol 0.00 21.68 4337 65.05 86.73 108.41 130.10 151.78 173.46
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MOZz23 ECX EMISSION Dec23
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KR4101T90003-2023-09 R A I|200X| $=ME

0.00 -
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— 0.00 T T T X
ol 0.00 84.31 168.63 252.94 337.25 421.56 505.88 590.19 674.50
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0.00
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0.00
717

KR4106T90002-2023-09 A EH50ME

0.00 -

0.00
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— 0.00

-]
— 0-00 T T T L T T T
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-0.05
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0.04

0.00

-0.04

-0.08

-0.11

-0.15

KR4111T90002-2023-09 AHd M XP7|HM =

/

/

/

/

76,600.00 153,2%\

.00 33,700.00 /ﬁ(;0.00 101,100.00 134,800.00
7t
KR4150T90000-2023-09 SKSIO| S AV EME
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.00 229,800.00 306,400.00
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7t4 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
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2. M7|A|-He| &l x
MOZ23-ECX EMISSION Dec23
0.00
0.00
0.00
— 0.00
&l
ir_ 0.00
Or 0.00 21.68 43.37 65.05 86.73 108.41 130.10 151.78 173.46
4“ 0.00
0.00
0.00
0.00
74
3. A L2l &l X HF (x| &40 A SH) (GE R L))
FXW213D7T(KRW/EUR 31-08-23E 17
FXW213D7T(KRW/EUR 31-08-23E 35
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CLX3-WTI CRUDE FUTURE Nov23

0.00
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0.00

20.51 41.01 61.52 82.02 102.53 123.03 143.54
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0.00

0.00

0.00

0.00 -
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COX3-BRENT CRUDE FUTR Nov23
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T T
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.00 0.84 1.67
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.00 332.58 665.15 997.73 1,330.3 1,662.88 1,995.45 2,328.03 2,660.60

0.00
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T~

0.00
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NGX23-NATURAL GAS FUTR Nov23

0.00

0.00

0.00

0.00

.00 0.84 1.67 2.51 3.34 4.18 5.01 5.85 6.68

0.00

0.00

0.00

0.00

72

QSX3-Low Su Gasoil G Nov23

0.00

0.00
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0.00

/
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.00 219.81 439.63 659.44 879.25 1,099.06 1,318.88 1,538.69 1,758.50

0.00

0.00

0.00

0.00



0.00

XBX3-GASOLINE RBOB FUT Nov23

0.00
0.00
— 0.00
3|
i[ 0.00 T T T J T T T 1
6F 0.00 0.64 1.29 1.93 2.57 3.21 3.86 4.50 5.14
<‘IJ 0.00
0.00
0.00
0.00 -
74
3.ALUE| Y &R ZTHE(X|CH&M0|ASAH) (G Rl E))
CLX3 WTI CRUDE FUTURE Nov23 26
COX3 BRENT CRUDE FUTR Nov23 26
ECX3 E-MINI CRUDE OIL Nov23 9
EOX3 E-MINI NATURAL GAS Nov23 2
HOX3 NY Harb ULSD Fut Nov23 13
KR4175T800 2023-08 H{ME 10
NGX23 NATURAL GAS FUTR Nov23 25
QSX3 Low Su Gasoil G Nov23 9
XBX3 GASOLINE RBOB FUT Nov23 1
4. TPHAEO| XM AU (VaR : 99%AE|+F,10Y7|F) [(GEE R )



