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BOK3-SOYBEAN OIL FUTR May23

0.00

0.00

0.00

0.00

0.00

15.74 31.48 47.21 62.95 78.69 94.43 110.16

125.90

0.00

0.00

0.00

0.00 -
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CK3-CORN FUTURE May23

0.00

0.00

0.00

0.00

0.00

850.63

170.13 340.25 510.38 680.50 1,020.75 1,190.88

1,361.00

0.00

0.00

0.00
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CTK3-COTTON NO.2 FUTR May23

/

00 20.38 40.77 61%53 101.91 122.30 142.68 163.06
72
KCK3-COFFEE 'C' FUTURE May23
.00

47.46 94.93 142.39 189.85 237.31 284.78 332.24 379.70

/

/
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KR4175T30003-2023-03 H&{ME

o~

.00

326.23 652.45 978.68 1,304.9 1,631.13 1,957.35 2,283.58 2,609.80
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0.00

0.00

0.00

0.00

/

0.00

0.00

.00 223.38

T T

446.75

670.13 893.50 1,116.88

T

1,340.25

T 1

1,563.63 1,787.00

/

0.00

/

0.00

0.00

0.00
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SBK3-Sugar #11 (WORLD) May23

0.00

0.00

0.00

0.00

/

.00 4.98

9.97

14.95 19.93 2491

T

29.90

T 1

34.88 39.86

0.00

/

0.00

/

0.00

0.00
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SK3-SOYBEAN FUTURE May23

0.00

0.00

0.00

0.00

/

0.00

.00 386.00

T T

772.00

1,158.00 1,544.00 1,930.00

T

2,316.00

T 1

2,702.00 3,088.00

0.00

0.00

0.00

0.00
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0.00 /
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WK3-WHEAT FUTURE(CBT) May23

0.00 /

0.00 /
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—~ 0.00
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=|
L o000 ; ; ; ; ; ; ‘
ol 0.00 190.69 381.38 572.06/762'.75 953.44 1,144.13 1,334.81 1,525.50
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0.00
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0.00
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3. AL 29| F XS @IH2 M4 ZY) 940+ 2l
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IESNEEEY
7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
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-5.33% -126 -126 -126 -126 -126 -126 -126
-2.67% -63 -63 -63 -63 -63 -63 -63
0% 0 0 0 0 0 0 0
2.67% 63 63 63 63 63 63 63
5.33% 126 126 126 126 126 126 126
8.00% 190 190 190 190 190 190 190




on

ol

Z|cf&Aof| A3 (VaR : 99%

4. THYAES



2023-02-23
2023-02-22

SAE
7=

ol
=

3

KO
<0

3

7|Y9CSI500

4

nNO

3

SOLX}O| L}

of |\ of
KO | KO
o | O
N
~
<
o | O
o|lo
IV
~
<
ol | ofl
<[ <]
¢|¢
K | K
|
|k

2. WA He &Y=

onl

369

FCSI15000(| 20220311

-
Aol

SWCSI50000

ol 0124=0| U CHEX 7t ALEEIAS

K

onl

@

Z| & Mo A2 U (VaR : 99%AE|F=F, 107

4. mplArE o

HEfS| B2 =30 012180| AN HEX|7 ALEEIASZ

I
=

»E g|Ag



2023-02-23
2023-02-22

Al
7=

ol < onl
. = =
S T T
% - _
2 oF oF
0 il i
(@)
[e0) o
0 @
<t
3
R
8
G,
(=)
3
~ ~_~
oo P _m KH
© 5 ~
[¥p)
= N
o o
9 = Rr v
X R ~ KH
o { N
~ N " <k
) ~ r)
2 3 I =
2 s fo X
ks : 3 © 2 3
Tl | T z I .
> 23 ;
| 2 L 2
Klo | Klo S = O ar
Nk : . = no
ok | oF o 2 <0
2 El )
Kq Qa Ki <
ix - ix 4
or of m M
R 4 4 I ¥
| JF or 8 m > ol
i s s 8 8 8°38 8 8 s ol o
M [S] S [S] S o [S) o [S] S |_._._.I <0
R AJ_IV_II. - 20
ol {ioHR/ 0% < =
i m <



SAY  2023-02-23
712 2023-02-22

o

2. WI|MHe| &

=S

=

HCG3-HSCEI Futures Feb23

0.01

0.01

0.00

—~ 0.00

— 0.00
ol 0.00 1,731.50 3,463.00 5,194.50 6,926.00 8,657.50 10,389.00  12,120.50  13,852.00

0.00

0.00

-0.01

-0.01
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HCG3 HSCEI Futures Feb23
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KR4201T33225-2023-03 &322.5

0.00

0.00

0.00

— 0.00

— 0.00 T T T '
ol 0.00 80.63 161.25 241.88 322.50 403.13 483.75 564.38 645.00

H o000

0.00

0.00

0.00
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KR4201T33258-2023-03 &325

0.00

0.00

0.00

— 0.00
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— 0.00 T T T '
ol 0.00 81.25 162.50 243.75 325.00 406.25 487.50 568.75 650.00
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0.00
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KR4301T33223-2023-03 £322.5

0.00
0.00
0.00
—~ 0.00
ol
i—r‘ 0.00 T T T d T T T 1
?IE 0.00 80.63 161.25 241.88 322.50 403.13 483.75 564.38 645.00
0.00
0.00
0.00
0.00 -
7
KR4301T33256-2023-03 3325
0.00
0.00
0.00
— 0.00
ol
?—r' 0.00 T T T d T T T 1
%: 0.00 81.25 162.50 243.75 325.00 406.25 487.50 568.75 650.00
0.00
0.00
0.00
0.00 -
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3. ALY AATZHE @(CHA M A2 GRETHE)
KR4201T733225 2023-03 33225 89
7| EpAO| S
7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 45 43 40 37 34 31 27
-5.33% 39 36 32 29 25 20 16
-2.67% 30 26 21 16 12 7 2
0% 16 10 5 0 -5 -10 -16
2.67% -5 -10 -15 -21 -26 -32 -37
5.33% -31 -36 -41 -46 -51 -56 -62
8.00% -61 -66 -70 -75 -80 -84 -89
KR4201T33258 2023-03 &325 2,416
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7t -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 1,145 1,091 1,026 952 870 781 687
-5.33% 1,018 932 838 737 630 519 403
-2.67% 789 673 551 425 296 165 31

0% 427 286 144 0 -145 -290 -436
2.67% -91 -242 -394 -546 -698 -849 -1,001
5.33% -769 -916 -1,063 -1,212 -1,362 -1,512 -1,662
8.00% -1,594 -1,722 -1,855 -1,992 -2,131 -2,272 -2,416

KR4301733223 2023-03 %3225 40
7| =Rt HE S

7t4 -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -33 -33 -34 -36 -37 -38 -40
-5.33% -18 -19 -21 -22 -24 -25 -27
-2.67% -5 -7 -8 -10 -12 -14 -16

0% 6 4 2 0 -2 -4 -6
2.67% 15 13 11 9 6 4 2
5.33% 21 19 17 15 13 11 9
8.00% 26 24 22 21 19 17 15

KR4301T33256 2023-03 %325 590
7| =Rt HE Y

7t4 -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -495 -506 -520 -535 -552 -571 -590
-5.33% =277 -295 -315 -336 -358 -381 -405
-2.67% -81 -105 -130 -156 -183 -210 -238

0% 89 59 30 0 -30 -60 -90
2.67% 225 194 162 131 100 68 37
5.33% 329 299 268 237 206 175 144
8.00% 402 376 348 320 291 262 232
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OESXH3-C4275-EURO STOXX 50
0.00
0.00
0.00
— 0.00
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§',i 0.00 ‘ ‘ ‘ ; ‘ ‘ ‘
ol 0.00 15.95 31.90 47.85 63.80 79.75 95.70 111.65
4 0.00
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0.00
0.00
7t4
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0.00
0.00
0.00
— 0.00
o
=
g_r' 0.00 T T T d T T T 1
ol 0.00 21.20 42.40 63.60 84.80 106.00 127.20 148.40 169.60
4 0.00
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0.00
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VGH3-EURO STOXX 50 Mar23

.00 1,063.50 2,127.00 3,190.50 4,254.00 5,317.50

7,444.50 8,508.00

3. MLIE| 28 £FZHF (L0 L SH)

FXW213CBG KRW/EUR 24-02-23E
FXW213CBN EUR/KRW 24-02-23E
FXW213CCN KRW/EUR 24-03-23E
FXW213D1R KRW/EUR 28-04-23E
FXW213D2F(EUR/KRW 24-02-23E
FXW213D2G EUR/KRW 24-02-23E
FXW213D2N KRW/EUR 26-05-23E
OESXH3-C4z EURO STOXX 50
OESXH3-P42 EURO STOXX 50

VGH3 EURO STOXX 50 Mar23
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KR4101T30009-2023-03 A A 1| 200X| =M E
0.00
0.00
0.00
— 0.00
ol
;—r' 0.00 T T T 1 T T T 1
ol 0.00 79.05 158.10 237.15 316.20 395.25 474.30 553.35 632.40
4‘“ 0.00
0.00
0.00
0.00 -
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KR4201T33407-2023-03 =340
0.00
0.00
0.00
— 0.00
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4‘“ 0.00
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KR4201T33423-2023-03 =342.5

0.00
0.00
0.00
— 0.00
8]
;—r— 0.00 T T T T T T 1
?IE 0.00 85.63 171.25 256.88 428.13 513.75 599.38 685.00
0.00
0.00
0.00
0.00
KR4301T33256-2023-03 7‘_:-325
0.00 -
0.00
0.00
— 0.00
=
?—r' 0.00 T T T T T T 1
2': 0.00 81.25 162.50 243.75 406.25 487.50 568.75 650.00
0.00
0.00
0.00
0.00
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KR4101T30009 2023-03 ZAI200K|$=ME 32
7|Z=ApLto| HE
7tA -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -32 -32 -32 -32 -32 -32 -32
-5.33% -21 -21 -21 -21 -21 -21 -21
-2.67% -1 -1 -11 -1 -11 -1 -1
0% 0 0 0 0 0 0 0
2.67% 11 11 11 11 11 11 11
5.33% 21 21 21 21 21 21 21
8.00% 32 32 32 32 32 32 32
KR4201T33407 2023-03 =340 83
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7t -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 27 26 25 23 21 18 16
-5.33% 25 24 21 19 15 12 8
-2.67% 22 19 15 11 7 2 -3

0% 15 10 5 0 -5 -11 -17
2.67% 3 -3 -9 -16 22 -28 -35
5.33% -16 -22 -29 -36 -43 -50 -57
8.00% -40 -47 -55 -62 -69 -76 -83

KR4201T33423 2023-03 23425 69
=2 CR]

7t4 -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 21 21 20 18 16 14 12
-5.33% 20 19 17 15 12 9 6
-2.67% 17 15 12 9 5 1 -3

0% 12 8 4 0 -5 -9 -14
2.67% 3 -2 -7 -13 -18 -23 -29
5.33% -12 17 -23 -29 -35 -41 -47
8.00% -32 -38 -44 -50 -57 -63 -69

KR4301T33256 2023-03 %325 10
e @ E

7t4 -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 9 9 9 9 10 10 10
-5.33% 5 5 5 6 6 7 7
-2.67% 1 2 2 3 3 4 4

0% -2 -1 -1 0 1 1 2
2.67% -4 -3 -3 -2 -2 -1 -1
5.33% -6 -5 -5 -4 -4 -3 -2
8.00% -7 -6 -6 -6 -5 -5 -4
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1. A=A
M {7158 |95 H 0 0 0
A 3t ME 0 0 0/&e
A f7tsd |=d5dH 19,858 0 19,858
A &2t ME 196 20,128 -19,932 | & Q)
2. TN He| &=
3. AlLt2| Y &0l X HE (X C& Ao A3 ) (TH-EHOFRI)
IEOOBD8RGM75 *SYERL QER| EAS0| 0{2{ 20| 0] ZAISHK| U
FXW213CBQ KRW/USD 28-02-23E 667
FXW213CCS(KRW/USD 28-03-23E 553
FXW213D1S(KRW/USD 28-04-23E 312
FXW213D1T(KRW/USD 28-02-23E 78
FXW213D2F(USD/KRW 28-02-23E 16
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0.00
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— 0.00
ol
EE 0.00
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0.00
0.00
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3. AlLIE| 8 20| R XS (A Lh2 A0 A2 o) a0t 2))
KR4101T30009 2023-03 LA I200K| =M= 107
J|ZERHA HEN
7t4 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -107 -107 -107 -107 -107 -107 -107
-5.33% -72 -72 =72 -72 -72 -72 -72
-2.67% -36 -36 -36 -36 -36 -36 -36
0% 0 0 0 0 0 0 0
2.67% 36 36 36 36 36 36 36
5.33% 72 72 72 72 72 72 72
8.00% 107 107 107 107 107 107 107
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2108841227KW-IHS Markit Global Carbon Index(TR)

0.00

0.00

0.00

0.00

0.00

0.28 0.55 0.83 1.10 1.38 1.65 1.93

2.20

0.00

0.00

0.00

0.00 -

71

2108841227MR-IHS Markit Global Carbon Index(TR)

0.00

0.00

0.00

0.00

0.00

0.28 0.55 0.83 1.10 1.38 1.65 1.93

2.20

0.00

0.00

0.00

0.00 -



2108841227NH-IHS Markit Global Carbon Index(TR)

0.00
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— 0.00
ol
ir’ 0-00 T T T J T T T 1
ol 0.00 0.28 0.55 0.83 1.10 1.38 1.65 1.93 2.20
A 0.00
0.00
0.00
0.00 -
x|
3. AlLIZ|Q S 20| T RHS (A THE L0 4Z ) (EH2l: Bt el)
2108841227/ IHS Markit Global Carbon Index(TR) 1,821
2108841227!1HS Markit Global Carbon Index(TR) 214
2108841227/ IHS Markit Global Carbon Index(TR) 107
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MOZ23-ECX EMISSION Dec23

0.00
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0.00
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ol 0.00 25.09 50.17 75.26

0.00

100.34 125.43

150.51
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3. ALIE| 2 P THSE HE L0 E=H)
FXW213D1L(KRW/EUR 24-02-23E
FXW213D1L(KRW/EUR 24-02-23E
FXW213D1X KRW/EUR 24-02-23E
FXW213D22(KRW/EUR 24-02-23E
FXW213D27(EUR/KRW 24-02-23E
MOZz23 ECX EMISSION Dec23
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Mt F75H (M= 0 0 0| &Ly
AT 7t5dH &g 0 0 0|&e
A = A 943 3,782 -2,840| &
A 27t5dH &g 0 0 0|&e
TEZ|A| el &=
KR4101T30009-2023-03 A A 1| 200X| =M E
0.00 -
0.00
0.00
— 0.00
ol
;—r' 0.00 T T T T T T T 1
ol 0.00 79.05 158.10 237.15 316.20 395.25 474.30 553.35 632.40
4‘“ 0.00
0.00
0.00
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ol
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fv 0.00 ‘ ; ‘ ‘
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0.33
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0.08

0.00

-0.08

-0.17
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.00 165,750.00 /QVOO.OO 497,250.00 663,000.00
7t
KR4124730001-2023-03 LG X} 7| EHME
.00 55,750.00 /(,5'00.00 167,250.00 223,000.00
7t
KR41F7T30000-2023-03 7|7} 2H 0| 7fH M =
.00 91,200.00 121,600.00




3.AUE|IRE £YF=HS (H L YSY)

KRS0004054 SWAP_MICROSOFT CP_0221
KRS0004054 SWAP_FIRST TRUST ECL_0221
KR4101T300 2023-03 ZAI|200X| =M E
KR4111T300 2023-03 AMHXXWEM =
KR4113T300 2023-03 POSCOZHEM &
KR4124T300 2023-03 LGH A/ E M=
KR41F7T30012023-03 77+ H|O| 7 EM =

o| x|CHE Mo M4ZH(VaR : 99%HE|F+FE, 10| FE)

285
10
48
18
18

m
£
1=
2
o



SAY  2023-02-23
712 2023-02-22

o

U7IAHe| &

=S

=

KR4111T30008-2023-03 A XX/ EME

0.06

0.05

0.03

— 0.02

— 0.00 T f 1
ol 0.00 30,750.00 61,500.00 92,250.00 123,000.00

A -0.02

-0.03

-0.05

-0.06 -
712

KR4150T30006-2023-03 SKS}O| S AT|EME

0.09

0.07

0.04

—~ 0.02

L o000 ‘ ; ‘ ‘
ol 0.00 44,750.00 §9,500.00 134,250.00 179,000.00
<M -0.02

-0.04

-0.07

-0.09 -



3.AUE|IRE £YF=HS (H L YSY)

OH :
KR4111730008 2023-03 tf dTRPIHE M E 8
7| =R AbO| EH 5
74 -25.00%| -16.67% -8.33% 0% 8.33% 16.67%
-8.00% -8 -8 -8 -8 -8 -8
-5.33% -5 -5 -5 -5 -5 -5
-2.67% -3 -3 -3 -3 -3 -3
0% 0 0 0 0 0 0
2.67% 3 3 3 3 3 3
5.33% 5 5 5 5 5 5
8.00% 8 8 8 8 8 8
KR4150T730006 2023-03 SKSIO| AT HM =
7| ZRHAto| HE Y
74 -25.00%| -16.67% -8.33% 0% 8.33% 16.67%
-8.00% -4 -4 -4 -4 -4 -4
-5.33% -3 -3 -3 -3 -3 -3
-2.67% -1 -1 -1 -1 -1 -1
0% 0 0 0 0 0 0
2.67% 1 1 1 1 1 1
5.33% 3 3 3 3 3 3
8.00% 4 4 4 4 4 4

o



2023-02-23
2023-02-22

Mt e e B 238 238 | 2L
A FEH (M= 2,767 0 2,767 | &
2. M7|A| ™| &l
KR4101T30009-2023-03 A A 1| 200X| =M E
0.00
0.00
0.00
— 0.00
2
Er, 0.00
?{: 0.00 79.05 158.10 237.15 316.20 395.25 474.30 553.35 632.40
0.00
0.00
0.00
0.00
74
3. A L2l &l X HF (x| &40 A SH) (GE R L))
KR4101T730009 2023-03 ZAL200K| =M= 221
7| Z=X4Ee| =
7t4 -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% =221 =221 =221 =221 =221 -221 -221
-5.33% -147 -147 -147 -147 -147 -147 -147
-2.67% -74 -74 -74 -74 -74 -74 -74
0% 0 0 0 0 0 0 0
2.67% 74 74 74 74 74 74 74
5.33% 147 147 147 147 147 147 147
8.00% 221 221 221 221 221 221 221
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ol

Z|cf&Aof| A3 (VaR : 99%

4. THYAES



SAY  2023-02-23
712 2023-02-22

SOLSH A 2 HM 7| Kt 2 X K|
Hok2oH

o

U7IAHe| &

=ES

=

KR4111T30008-2023-03 A XX/ EME

0.06

0.05

0.03

— 0.02

— 0.00 T f 1
ol 0.00 30,750.00 61,500.00 92,250.00 123,000.00

H o0

-0.03

-0.05

-0.06 -
712

KR4116T30007-2023-03 BCH X7 HM E

0.17

0.13

0.09

—~ 0.04

L o000 ‘ ; ‘ ‘
ol 0.00 87,150.00 174,300.00 261,450.00 348,600.00
<M -0.04

-0.09

-0.13




0.07

0.06

0.04

0.02

0.00

-0.02

-0.04

-0.06

-0.07

0.69

0.51

0.34

0.17

0.00

-0.17

-0.34

-0.51

-0.69

0.67

0.50

0.33

0.17

0.00

-0.17

-0.33

-0.50

-0.67

KR4119T30001-2023-03 7|O}7{E M E

/

/

/

/

.00 37,250.00 ﬁo.oo

111,750.00

T 1

149,000.00

/

/

72

KR4122730005-2023-03 2 dspiZ|E M2

/

/

/

/

.00 343,000.00

Moo.oo

1,029,000.00

T 1

1,372,000.00

/

/

72

KR4147730002-2023-03 LGS} S 7| H M &

/

/

/

/

.00 334,000.00 M0.00

1,002,000.00

T 1

1,336,000.00




3. A|LIE| 2% £ T XHE (X CHE& A of| A Z ) (EHl: = THR)
KR4111730008 2023-03 tf dTRPIHE M E 5

7| =R AbO| EH 5
A -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -5 -5 -5 -5 -5 -5 -5
-5.33% -3 -3 -3 -3 -3 -3 -3
-2.67% -2 -2 -2 -2 -2 -2 -2
0% 0 0 0 0 0 0 0
2.67% 2 2 2 2 2 2 2
5.33% 3 3 3 3 3 3 3
8.00% 5 5 5 5 5 5 5
KR4116T30007 2023-03 ACA/HEM = 1

7| ZRHAto| HE Y
7t -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -1 -1 -1 -1 -1 -1 -1
-5.33% -1 -1 -1 -1 -1 -1 -1
-2.67% 0 0 0 0 0 0 0
0% 0 0 0 0 0 0 0
2.67% 0 0 0 0 0 0 0
5.33% 1 1 1 1 1 1 1
8.00% 1 1 1 1 1 1 1
KR4119T30001 2023-03 7|Ot/HE M= 1

7| = XAt HE Y
7+ -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -1 -1 -1 -1 -1 -1 -1
-5.33% -1 -1 -1 -1 -1 -1 -1
-2.67% 0 0 0 0 0 0 0
0% 0 0 0 0 0 0 0
2.67% 0 0 0 0 0 0 0
5.33% 1 1 1 1 1 1 1
8.00% 1 1 1 1 1 1 1
KR4122T30005 2023-03 &’ dSDIZHEM = 11

7| = XAt HE Y
7+ -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -11 -11 -11 -11 -11 -11 -11
-5.33% -7 -7 -7 -7 -7 -7 -7
-2.67% -4 -4 -4 -4 -4 -4 -4
0% 0 0 0 0 0 0 0

2.67% 4 4 4

5.33% 7 7 7 7 7 7 7
8.00% 11 11 11 11 11 11 11
KR4147730002 2023-03 LGSISfEME 2

7| = XAt HE Y




74

-25.00%

-16.67%

8.33%

16.67%

25.00%

-8.00%

-5.33%

-2.67%

0%

2.67%

5.33%

8.00%




SAY  2023-02-23
712 2023-02-22

o

U7IAHe| &

=S

=

KR4156T30003-2023-03 NAVERZHE M E

0.16

0.11

— 0.05

— 0.00 T f T 1
ol 0.00 105,750.00 211,500.00 317,250.00 423,000.00

A -0.05

712

KR41CFT30004-2023-03 7|7} 7| HME

0.06

0.05

0.03

—~ 0.02

L o000 ‘ ‘ ‘
ol 0.00 31,100.00 62,200.00 93,300.00 124,400.00
W o0

-0.03

-0.05

-0.06 -



3. AlLt2| 2

# 2o PEHS @S AN YT

ol
2023-03 NAVERVHE M &

KR4156T30003

7| =R AbO| EH 5
7+A -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -6 -6 -6 -6 -6 -6 -6
-5.33% -4 -4 -4 -4 -4 -4 4
-2.67% -2 -2 -2 -2 -2 -2 -2
0% 0 0 0 0 0 0 0
2.67% 2 2 2 2 2 2 2
5.33% 4 4 4 4 4 4 4
8.00% 6 6 6 6 6 6 6
KR41CFT30004 2023-03 7t7tNE M= 4

7| ZRHAto| HE Y
7t -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -4 -4 -4 -4 -4 -4 4
-5.33% -3 -3 -3 -3 -3 -3 3
-2.67% -1 -1 -1 -1 -1 -1 -1
0% 0 0 0 0 0 0 0
2.67% 1 1 1 1 1 1 1
5.33% 3 3 3 3 3 3 3
8.00% 4 4 4 4 4 4 4
4. TP S ME 0| Z|Cf& M| &S H(VaR : 99% L EIFTE, 102 7|F) (EEREEXC)



SAY  2023-02-23

712 2023-02-22
oL K| QA SR A B (K AT H)
Ak

o

U7IAHe| &

=S

=

<A

CLK3-WTI CRUDE FUTURE May23

0.00

0.00

0.00

0.00

0.00

19.13 38.27 57.40 76.53 95.66

114.80 133.93 153.06

0.00

0.00

0.00

0.00 -

717

COK3-BRENT CRUDE FUTR May23

0.00

0.00

0.00

0.00

0.00

20.69 41.39 62.08 82.77 103.46

124.16 144.85 165.54

0.00

0.00

0.00

0.00 -



0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

EOK3-E-MINI NATURAL GAS May23

.00 0.58 1.16 1.%2 2.90 3.48 4.06 4.64
74
HOK3-NY Harb ULSD Fut May23
.00

72

KR4175T30003-2023-03 H&{ME

o~

.00

326.23 652.45 978.68 1,304.9 1,631.13 1,957.35 2,283.58 2,609.80




NGK23-NATURAL GAS FUTR May23

0.00

0.00

0.00

0.00

0.00

0.00

.00 0.58

0.00

0.00

0.00

0.00

72

QSK3-Low Su Gasoil G May23

0.00

0.00

0.00

0.00

/

.00 196.88

T T

393.75

590.63 787.50 984.38

T

1,181.25

T 1

1,378.13 1,575.00

0.00

/

0.00

/

0.00

0.00

72

XBK3-GASOLINE RBOB FUT May23

0.00

0.00

0.00

0.00

0.00

.00 0.65

0.00

0.00

0.00

0.00



3. AlLt2| 2

# 2o PEHS @S AN YT

=2 ="

CLK3 WTI CRUDE FUTURE May23
COK3 BRENT CRUDE FUTR May23
EOK3 E-MINI NATURAL GAS May23
HOK3 NY Harb ULSD Fut May23

KR4175T300 2023-03 M &

NGK23 NATURAL GAS FUTR May23
QSK3 Low Su Gasoil G May23
XBK3 GASOLINE RBOB FUT May23

O| X|C&A0|ASU(VaR : 99% A2 =FE, 10 7|F)

I’_T_I
£
1E
2
o



