e 2022-10-13
Q' 2022-10-12

U7|AHe| &

A
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F=

BOF3-SOYBEAN OIL FUTR Jan23

0.00

0.00

0.00

0.00

0.00

15.95 31.90 47.84 63.79 79.74 95.69 111.63

127.58

0.00

0.00

0.00

0.00 -

7t4

CTZ2-COTTON NO.2 FUTR Dec22

0.00

0.00

0.00

0.00

0.00

22.22 44.43 66.65 88.86 111.08 133.29 155.51

177.72

0.00

0.00

0.00

0.00 -



0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

CZ2-CORN FUTURE Dec22

/

.00 173.25 346.50 519.75 693.00 866.25 1,039.50 1,212.75 1,386.00

/

/

72

KCZ2-COFFEE 'C' FUTURE Dec22

/

.00 54.46 108.93 163.39 217.85 272.31 326.78 381.24 435.70

/

/

72

KR4175SA0002-2022-10 E&{M &

o~

.00 356.08 712.15 1,068.23 1,424.3 1,780.38 2,136.45 2,492.53 2,848.60




KWZ2-KC HRW WHEAT FUT Dec22

0.00

0.00

0.00

0.00

/

0.00

0.00

.00 247.69

T T

495.38

743.06 990.75 1,238.44

T

1,486.13

T 1

1,733.81 1,981.50

/

0.00

/

0.00

0.00

0.00

72

SBH3-Sugar #11 (WORLD) Mar23

0.00

0.00

0.00

0.00

/

.00 4.69

9.37

14.06 18.74 23.43

T

28.11

T 1

32.80 37.48

0.00

/

0.00

/

0.00

0.00

72

SF3-SOYBEAN FUTURE Jan23

0.00

0.00

0.00

0.00

/

0.00

.00 347.00

T T

694.00

1,041.00 1,388.00 1,735.00

T

2,082.00

T 1

2,429.00 2,776.00

0.00

0.00

0.00

0.00



SMF3-SOYBEAN MEAL FUTR Jan23

0.00 /

0.00 /

0.00 /
— 0.00
ol /
=
L o000 ‘ ‘ ‘ ‘ ‘ ‘ ‘
ol 0.00 100.68 201.35 30M.70 503.38 604.05 704.73 805.40
'('IJ 0.00 /

0.00 /

0.00

0.00

74
WZ2-WHEAT FUTURE(CBT) Dec22

0.00 /

0.00 /

0.00 /
— 0.00
E-J /
=|
3__ 0.00 ‘ ‘ ‘ ‘ ‘ ‘ ‘
ol 0.00 225.25 450.50 67FV%1'.00 1,126.25 1,351.50 1,576.75 1,802.00
(‘IJ 0.00 /

0.00 /

0.00

0.00

7}
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2. MI|A - &=
KR41015C0009-2022-12 2 A 1| 200X| =M &
0.00
0.00
0.00
— 0.00
&l
I 500
ol 0.00 71.96 143.93 215.89 287.85 359.81 431.78 503.74 575.70
W 600
0.00
0.00
0.00
7t
3. AlLtE| R 2o RXHE E A Mo 43 (EHS): 4 Bhg)
KR4101SC0009 2022-12 ZAIL200K| =M= 75
7| =R HEH
7t4 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -75 -75 -75 -75 -75 -75 -75
-5.33% -50 -50 -50 -50 -50 -50 -50
-2.67% -25 -25 -25 -25 -25 -25 -25
0% 0 0 0 0 0 0 0
2.67% 25 25 25 25 25 25 25
5.33% 50 50 50 50 50 50 50
8.00% 75 75 75 75 75 75 75
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0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00
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KR4201SA3079-2022-10 £307.5
.00 76.88 153.75 230.63 307.50 384.38 461.25 538.13 615.00
74
KR4201SA3103-2022-10 =310
.00 77.50 155.00 232.50 310.00 387.50 465.00 542.50 620.00




0.00

KR43015SA3078-2022-10 %307.5

0.00

0.00

0.00

0.00

.00

76.88

153.75

230.63

307.50 384.38

461.25

538.13

615.00

0.00

0.00

0.00

0.00 -

3. ALIE|2E £ EHFE MY SH)

1=
=
rio

KR4201SA3079 167

7| RO HE
74 -25.00%| -16.67%|  -833% 0% 8.33% 16.67% 25.00%
-8.00% 0 0 0 0 0 0 0
-5.33% 0 0 0 0 0 0 0
-2.67% 0 0 0 0 0 0 0
0% 0 0 0 0 0 0 -1
2.67% 0 -1 -2 -3 -4 -6 -9
5.33% -15 -20 -26 -32 -38 -44 -50
8.00% -122 -130 -137 -144 -152 -159 -167
KR4201SA3103 2022-10 310 417

7|Z=RpHO| HE
74 -25.00%| -16.67%|  -833% 0% 8.33% 16.67% 25.00%
-8.00% 0 0 0 0 0 0 0
-5.33% 0 0 0 0 0 0 0
-2.67% 0 0 0 0 0 0 0
0% 0 0 0 0 0 0 -1
2.67% 0 -1 -2 -4 -6 -10 -15
5.33% -20 -31 -43 -57 -73 -90 -108
8.00% -252 -280 -307 -335 -362 -390 -417
KR4301SA3078 2022-10 £307.5 775

7|ZE=RpO| HE
7tA -25.00%| -16.67%|  -833% 0% 8.33% 16.67% 25.00%
-8.00% =775 =775 =775 -775 =775 =775 =775
-5.33% -517 -517 -517 -517 -517 -517 -517
-2.67% -258 -258 -258 -258 -258 -258 -258
0% 0 0 0 0 0 0 -1
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OESXV2-C3500-EURO STOXX 50
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OESXV2-C3525-EURO STOXX 50

9.10

13.65 15.93 18.20

11.38

4.55 6.83

2.28

0.00

0.00

0.00

0.00



0.00 ‘

712

OESXV2-P3500-EURO STOXX 50

0.00

0.00

0.00

—~ 0.00

o 0.00

43.85

87.70 131.55 175.40 219.25 263.10 306.95

350.80

0.00

0.00

0.00

0.00 -

7

OESXV2-P3525-EURO STOXX 50

0.00

0.00

0.00

—~ 0.00

— 0.00

49.28

98.55 147.83 197.10 246.38 295.65 344.93

394.20

0.00

0.00

0.00

0.00 -

3. ALIE| 2 £ A ZHFE A0 LZH)
260105SQPX SG EURO Covered CALL STRATEGY
FXW213C8Q KRW/EUR 18-11-22E
OESXV2-C35EURO STOXX 50
OESXV2-C35EURO STOXX 50
OESXV2-P35 EURO STOXX 50
OESXV2-P35 EURO STOXX 50
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SAY  2022-10-13
712 2022-10-12

2| C| ool K200(F A B 8- THIT ZHE E)

M 27153 ME 0 0 0| &L
AT F7t5H =M 0 0 0| &
A F7t5H ME 288 0 288 | &L
=4 2715 |2 308 4219 -3,911 | LY
TR NELIELIEE S
KR41015C0009-2022-12 R A 5| 200X| =M E
0.00
0.00
0.00
— 0.00
&l
E‘r' 0.00 T T T 1 T T T 1
ol 0.00 71.96 143.93 215.89 287.85 359.81 431.78 503.74 575.70
W 600
0.00
0.00
0.00 -
7t
KR42015A3228-2022-10 E322.5
0.00
0.00
0.00
— 0.00
&l
500
ol 0.00 80.63 161.25 241.88 322.50 403.13 483.75 564.38 645.00
M 0.00
0.00
0.00
0.00



0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

KR4201SA3251-2022-10 =325

.00 81.25 162.50 243,75 325N.25 487.50 568.75 650.00
74
KR4301SA3078-2022-10 3£307.5
.00 76.88 153.75 230.63 307.50 384.38 461.25 538.13 615.00
74

KR4301SA3102-2022-10 %310

~

.00

T T T T T T T 1

77.50 155.00 232.50 310.00 387.50 465.00 542.50 620.00




3. ALIE| 8 £ FZHSEIHE L E=H) (Bt 2HE)

ol
KR4101SC0009 2022-12 [ALR00K| =M= 23

7| Z=Xtte] HEY
A -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -23 -23 -23 -23 -23 -23 -23
-5.33% -15 -15 -15 -15 -15 -15 -15
-2.67% -8 -8 -8 -8 -8 -8 -8
0% 0 0 0 0 0 0 0
2.67% 8 8 8 8 8 8 8
5.33% 15 15 15 15 15 15 15
8.00% 23 23 23 23 23 23 23
KR4201SA3228 2022-10 2322.5 1

7| =Xl HEH
7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 0 0 0 0 0 0 0
-5.33% 0 0 0 0 0 0 0
-2.67% 0 0 0 0 0 0 0
0% 0 0 0 0 0 0 0
2.67% 0 0 0 0 0 0 0
5.33% 0 0 0 0 0 0 0
8.00% 0 0 0 0 0 -1 -1
KR4201SA3251 2022-10 2325 2

Z el Bls
7t -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 0 0 0 0 0 0 0
-5.33% 0 0 0 0 0 0 0
-2.67% 0 0 0 0 0 0 0
0% 0 0 0 0 0 0 0
2.67% 0 0 0 0 0 0 0
5.33% 0 0 0 0 0 0 0
8.00% 0 0 0 -1 -1 -1 -2
KR4301SA3078 2022-10 3£307.5 17

7| =RHAtO| HES S
7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 17 17 17 17 17 17 17
-5.33% 11 11 11 11 11 11 11
-2.67% 6 6 6 6 6 6 6
0% 0 0 0 0 0 0 0
2.67% -6 -6 -6 -6 -6 -6 -6
5.33% -11 -1 -11 -11 -11 -11 -10
8.00% -15 -14 -14 -14 -14 -14 -14
KR4301SA3102 2022-10 %310 6

7|Z=Rtel BiE g




7tA -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 6 6 6 6 6 6 6
-5.33% 4 4 4 4 4 4 4
-2.67% 2 2 2 2 2 2 2

0% 0 0 0 0 0 0 0

2.67% -2 -2 -2 -2 -2 -2 -2
5.33% -4 -4 -4 -4 -4 -4 -4
8.00% -5 -5 -5 -5 -5 -5 -5
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SAY  2022-10-13

712 2022-10-12
H202REHECS (H) (X H=¢h-atd)

1. A=A

A 5 |rdZHE 0 0 0
M 3t ME 0 0 0/&e
Sl f7t5d  |=45H 18,525 0 18,525
A &2t ME 1,211 20,697 -19,486 | &2
2. M7|A|-He| &l x
3. ALE| 2 &0l X H T (x| &40 A S l) (THEHTER)
FXW213C7R« KRW/USD 27-10-22E 488
FXW213C8R: KRW/USD 28-11-22E 637
FXW213C9P(KRW/USD 28-12-22E 530
FXW213C9VIUSD/KRW 27-10-22E 74
FXW213C9X(USD/KRW 27-10-22E 23
IEOOBD8RGM75 *SIHBZ2 L QX EAEO| 0{H 20| A0l JAISHK| LS
4. TPAYEQ| Z|Cf&Ho L3 W (VaR : 99%MEITFE10Y7|E) (e R £ )

764



2AY  2022-10-13
712 2022-10-12
A OFEKRX300Q1 Sl A B (3= A

.I

KR41015C0009-2022-12 R A L] 200X| =M E
0.00
0.00
0.00
— 0.00
ol
?"'ir, 0.00
3'; 0.00 71.96 143.93 215.89 287.85 359.81 431.78 503.74 575.70
0.00
0.00
0.00
0.00
7+
A LE| Y &R ZHF(Z|C &AL ZH) (THREH TR
KR4101SC0009 2022-12 AAI200K =M= 29
7| XAHAO] HE M
7t4 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -29 -29 -29 -29 -29 -29 -29
-5.33% -19 -19 -19 -19 -19 -19 -19
-2.67% -10 -10 -10 -10 -10 -10 -10
0% 0 0 0 0 0 0 0
2.67% 10 10 10 10 10 10 10
5.33% 19 19 19 19 19 19 19
8.00% 29 29 29 29 29 29 29
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SAY  2022-10-13
712 2022-10-12

r=
H
rx

r>
RN

ol | ol
[}
| >

H1 | me | o

481

481

NN o
i

o[ | O[X
rH
|> | x| rx

1,706

OO |O|O|O

1,706

Ar{4r [ 4r (>

X X
ofm|do|do|om|do|do
rx

H1 | oo | o

478

tot

1,109

-631

2. WI|MHEe &

19

=

VNCV2-VN30 Index Future OCT22

0.00

0.00

0.00

—~ 0.00

— 0.00
ol 0.00 247.25 494.50 741.75 989.00 1,236.25

0.00

1,483.50

1,730.75

1,978.00

0.00

0.00

0.00

3. MLIE| 28 £YFZHFE L0 EEH)
2.5504E+11 VN30TR Index(EUR)
FXW213C7L«KRW/EUR 21-10-22E
FXW213C84«KRW/EUR 21-10-22E
FXW213C8P:KRW/EUR 18-11-22E
FXW213C8Q KRW/EUR 18-11-22E
FXW213C9M KRW/EUR 23-12-22E
FXW213COX(EUR/KRW 21-10-22E
FXW213CA4(EUR/KRW 21-10-22E
FXW213CA5(EUR/KRW 21-10-22E
FXW213CA7(EUR/KRW 18-11-22E
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39

FXW213CABIEUR/KRW 18-11-22E

VN30 Index Future OCT22
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210884220325-IHS Markit Global Carbon Index(TR)

0.00

0.00

0.00

0.00

0.00

0.26 0.52 0.77 1.03 1.29 1.55 1.80

2.06

0.00

0.00

0.00

0.00 -

71

210884220326-IHS Markit Global Carbon Index(TR)

0.00

0.00

0.00

0.00

0.00

0.26 0.52 0.77 1.03 1.29 1.55 1.80

2.06

0.00

0.00

0.00

0.00 -



210884220327-IHS Markit Global Carbon Index(TR)

0.00
0.00
0.00
— 0.00
&l
Er’ 0.00 T T T J T T T 1
ol 0.00 0.26 0.52 0.77 1.03 1.29 1.55 1.80 2.06
H 0.00
0.00
0.00
0.00 -
x|
3. AlLIZ|Q S 20| T RHS (A THE L0 4Z ) (EH2l: e Bk el)
2.1088E+11 IHS Markit Global Carbon Index(TR) 178
2.1088E+11 IHS Markit Global Carbon Index(TR) 2,571
2.1088E+11 IHS Markit Global Carbon Index(TR) 89
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