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BOZ2-SOYBEAN OIL FUTR Dec22

0.00

0.00

0.00

0.00

0.00

15.60 31.19 46.79 62.38 77.98 93.57 109.17

124.76

0.00

0.00
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0.00 -
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CTZ2-COTTON NO.2 FUTR Dec22

0.00

0.00

0.00

0.00
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24.37 48.74 73.11 97.48 121.85 146.22 170.59
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0.00
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CU2-CORN FUTURE Sep22

/

.00 154.94 309.88 46M.75 774.69 929.63 1,084.56 1,239.50
72
KCU2-COFFEE 'C' FUTURE Sep22
.00

56.16 112.33 168.49 224.65 280.81 336.98 393.14 449.30

/

/
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o~

.00

324.33 648.65 972.98 1,297.3 1,621.63 1,945.95 2,270.28 2,594.60
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0.00

0.00

0.00

0.00

/

0.00

0.00

.00 228.38

T T

456.75

685.13 913.50 1,141.88

T

1,370.25

T 1

1,598.63 1,827.00

/

0.00

/

0.00

0.00

0.00
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SBV2-Sugar #11 (WORLD) Oct22

0.00

0.00

0.00

0.00

/

.00 4.52

9.04

13.55 18.07 22.59

T

27.11

T 1

31.62 36.14

0.00

/

0.00

/

0.00

0.00
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SMZ2-SOYBEAN MEAL FUTR Dec22

0.00

0.00

0.00

0.00

/

0.00

T T

00 97.30 194.60

291.90 389.20 486.50

T

583.80

T 1

681.10 778.40

0.00

0.00

0.00
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0.00

/

0.00

/

0.00

/

—~ 0.00

/

o 0.00
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/

0.00

/

0.00

0.00
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0.00

/

0.00

/

0.00

/

—~ 0.00

/

I 0.00
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0.00
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7| =R HEH
7t4 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
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-5.33% -73 -73 -73 -73 -73 -73 -73
-2.67% -36 -36 -36 -36 -36 -36 -36
0% 0 0 0 0 0 0 0
2.67% 36 36 36 36 36 36 36
5.33% 73 73 73 73 73 73 73
8.00% 109 109 109 109 109 109 109
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VGU2-EURO STOXX 50 Sep22

857.50

0.00

2,572.50 3,430.00 4,287.50 5,145.00 6,002.50 6,860.00

1,715.00

onl

41

EURO STOXX 50 Sep22

VGU2

on

Z|c= Ao A= (VaR : 99%

4. mpMArE O



SAY  2022-07-05
712 2022-07-04

o

2. WI|MHEe &

=ES

=

HCN2-HSCEI Futures Jul22

0.01

0.01

0.00

—~ 0.00

— 0.00
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KR4201573454-2022-07 2345
.00 86.25 172.50 258.75 345.00 431.25 517.50 603.75 690.00
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KR4201573470-2022-07 2347.5
.00 86.88 173.75 260.63 347.50 434.38 521.25 608.13 695.00
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KR4301573478-2022-07 3£347.5

0.00

0.00

— 0.00

— 0.00

.00 86.88

173.75

260.63

434.38

521.25

608.13

695.00

#6000
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KR4201573454 2022-07 E345 213

7| RO HE
74 -25.00%| -16.67%|  -833% 0% 8.33% 16.67% 25.00%
-8.00% 5 5 5 4 4 4
-5.33% 5 5 5 4 4 4 3
-2.67% 5 4 4 4 2 1 -2
0% 4 4 2 0 -4 -9 -15
2.67% 2 -1 -6 -12 -21 -32 -46
5.33% -9 -18 -31 -46 -64 -84 -106
8.00% -49 -71 -96 -123 -151 -182 -213
KR4201573470 2022-07 E347.5 236

7|Z=RpHO| HE
74 -25.00%| -16.67%|  -833% 0% 8.33% 16.67% 25.00%
-8.00% 4 4 4 4 4 4 4
-5.33% 4 4 4 4 4 3 2
-2.67% 4 4 4 3 2 0 -3
0% 4 3 2 0 -4 -9 -16
2.67% 2 0 -5 -12 -21 -33 -48
5.33% -7 -17 -30 -46 -66 -89 -115
8.00% -45 -69 -96 -128 -161 -198 -236
KR4301573478 2022-07 3£347.5 839
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7tA -25.00%| -16.67%|  -833% 0% 8.33% 16.67% 25.00%
-8.00% -839 -839 -839 -839 -839 -839 -839
-5.33% -559 -559 -559 -559 -559 -559 -559
-2.67% -279 -279 -279 -279 -279 -280 -280
0% 0 0 0 0 0 0 -1
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OESXN2-C3425-EURO STOXX 50

78.00

117.00 136.50 156.00

97.50

39.00 58.50

19.50

0.00

OESXN2-C3450-EURO STOXX 50

64.30

96.45 112.53 128.60

80.38

48.23

32.15

16.08

0.00
0.00
0.00

0.00
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OESXN2-P3425-EURO STOXX 50

0.00
0.00
0.00
—~ 0.00
=
E’ 0-00 T T T d T T T
ol 0.00 16.05 32.10 48.15 64.20 80.25 96.30 112.35 128.40
l(“ 0.00
0.00
0.00
0.00 -
7
OESXN2-P3450-EURO STOXX 50
0.00
0.00
0.00
—~ 0.00
ol
?.r- 0.00 T T T 7 T T T )
ol 0.00 18.88 37.75 56.63 75.50 94.38 113.25 132.13 151.00
d 0.00
0.00
0.00
0.00 -
7
3. AlLf2| 2 2o PRHS@INE A0S ol Bt
260105SQPX SG EURO Covered CALL STRATEGY 44
FXW213C5Q KRW/EUR 26-08-22E 87
OESXN2-C34EURO STOXX 50 1
OESXN2-C3<4EURO STOXX 50 1
OESXN2-P34EURO STOXX 50 0.49
OESXN2-P34EURO STOXX 50 1
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A F7t5H ME 458 0 458 | &Ly
=4 2715 |2 261 4731 4,471 | &LY
Tt7[AHel £l x
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M 0.00
0.00
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0.00
0.00
0.00
— 0.00
3]
?—r‘ 0.00 T T T T T T T 1
BF 0.00 91.25 182.50 273.75 365.00 456.25 547.50 638.75 730.00
4“ 0.00
0.00
0.00
0.00
7t4
KR4301573478-2022-07 %£347.5
0.00 -
0.00
0.00
— 0.00
3]
;—r' 0.00 T T T T T T T 1
SI' 0.00 86.88 173.75 260.63 347.50 434.38 521.25 608.13 695.00
4“ 0.00
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0.00
74
3. AlLtE| @ &0l L xHE (X L&A oA S ) (GE R L))
KR4101590005 2022-09 DAI|200K|$=ME 36
7| Z=EX4Ee| HEd
7tA -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -36 -36 -36 -36 -36 -36 -36
-5.33% -24 -24 -24 -24 -24 -24 -24
-2.67% -12 -12 -12 -12 -12 -12 -12
0% 0 0 0 0 0 0 0
2.67% 12 12 12 12 12 12 12
5.33% 24 24 24 24 24 24 24
8.00% 36 36 36 36 36 36 36
KR4201573629 2022-07 &362.5 4
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7HA -2500%| -16.67%|  -833% 0% 8.33% 16.67% 25.00%
-8.00% 0 0 0 0 0 0 0
-5.33% 0 0 0 0 0 0 0
-2.67% 0 0 0 0 0 0 0

0% 0 0 0 0 0 0 0
2.67% 0 0 0 0 0 0 -1
5.33% 0 0 0 0 -1 -1 -2
8.00% 0 0 -1 -2 -2 -3 -4

KR4201573652 2022-07 =365 5
7| =R HE

74 -2500%| -16.67%|  -833% 0% 8.33% 16.67% 25.00%
-8.00% 0 0 0 0 0 0 0
-5.33% 0 0 0 0 0 0 0
-2.67% 0 0 0 0 0 0 0

0% 0 0 0 0 0 0 0
2.67% 0 0 0 0 0 0 -1
533% 0 0 0 0 -1 -1 -2
8.00% 0 0 -1 -2 -2 -3 -5

KR4301573478 2022-07 3475 18
7| RO HE

74 -25.00%| -16.67%|  -833% 0% 8.33% 16.67% 25.00%
-8.00% 18 18 18 18 18 18 18
-5.33% 12 12 12 12 12 12 12
-2.67% 6 6 6 6 6 6 6

0% 0 0 0 0 0 0 0
2.67% -6 -6 -6 -6 -6 -6 -6
5.33% -12 -12 -12 -12 -12 -12 -12
8.00% -18 -18 -18 -18 -18 -18 -17
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Al E3} ME 0 0 0/ &2
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3. AILIEZ| E £ ZHFZ 0 E=Y)
FXW213C6P< KRW/USD 29-08-22E
FXW213C6P< KRW/USD 27-09-22E
FXW213C6P< KRW/USD 27-07-22E
FXW213C6Q USD/KRW 27-07-22E
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KR4101590005-2022-09 _'_i'_ﬁl-l-| ZOOxl M=
0.00
0.00
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— 0.00
ol
I 500
3'; 0.00 76.26 152.53 228.79 305.05 381.31 457.58 533.84 610.10
0.00
0.00
0.00
0.00
717
A LE| Y &R ZHF(Z|C &AL ZH) (THREH TR
KR4101590005 2022-09 R AIR00K| =M= 43
7| EXFALO| HEM
7t4 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -43 -43 -43 -43 -43 -43 -43
-5.33% -28 -28 -28 -28 -28 -28 -28
-2.67% -14 -14 -14 -14 -14 14 14
0% 0 0 0 0 0 0 0
2.67% 14 14 14 14 14 14 14
5.33% 28 28 28 28 28 28 28
8.00% 43 43 43 43 43 43 43
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Mt e e B 0
AT 7t5dH &g 0 Q|
Al & He 0 0 032
A F7t5dH  |[ME 757 0 757
A LIsdH |2 1,749 0 1,749 | Q|
A &2t ME 0 920 -920 | & Q|
2. M7|A ™| &l X
VNCN2-VN30 Index Future Jul22
0.00
0.00
0.00
—~ 0.00
&l
g_r- 0.00
BF 0.00 310.50 621.00 931.50 1,242.00 1,552.50 1,863.00 2,173.50 2,484.00
‘HJ 0.00
0.00
0.00
0.00
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2.5504E+11 VN30TR Index(EUR)
FXW213C4L«KRW/EUR 22-07-22E
FXW213C5J4KRW/EUR 26-08-22E
FXW213C6N KRW/EUR 23-09-22E

VNCNZ2 VN30 Index Future Jul22

4. TP M EC| XM S H(VaR : 99%LEITFE 10Y7|F)

i
)
iz
2
[0

273



e 2022-07-05
Q' 2022-07-04

U7|AHe| &

A

19

F=

210884220325-IHS Markit Global Carbon Index(TR)
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210884220327-IHS Markit Global Carbon Index(TR)
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2.1088E+11 IHS Markit Global Carbon Index(TR) 204
2.1088E+11 IHS Markit Global Carbon Index(TR) 3,552
2.1088E+11 IHS Markit Global Carbon Index(TR) 102
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et A= — 0 0&el
A K| A2l 9,277 0 9,277 %2
2. M7|A|-He| &l x
3. ALE| 2 &0l X H T (x| &40 A S l) (THR|: TR
SWSTARO00( A3+ STAR 50 Index 220113(Z| =) 16
SWSTAROOO( A1t STAR 50 Index 220113(8|2H) 19
SWSTARO00( 213t STAR 50 Index 220113(H 2| %) 16
SWSTAROOO( A1t STAR 50 Index 220113(NH) 16
SWSTARO0O( 213t STAR 50 Index 220426(H 2| %) 6
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KR4116570005-2022-07 SICHXI7HE M E
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3. AlLE| 2 &0 AXRHE (X & A0 A ) (TH:EH TERl)
KR4116S700 2022-07 SICHAHEME 21
KRS0003135 SWAP_MICROSOFT CP_0429 0.43
KRS0003224 SWAP_FIRST TRUST ECL_0602 1
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