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BON2-SOYBEAN OIL FUTR Jul22

0.00

0.00

0.00

0.00

0.00

19.73 39.46 59.19 78.92 98.65 118.38 138.11

157.84

0.00

0.00

0.00

0.00 -

7t4

CN2-CORN FUTURE Jul22

0.00

0.00

0.00

0.00

0.00

965.31

193.06 386.13 579.19 772.25 1,158.38 1,351.44

1,544.50

0.00

0.00

0.00

0.00 -
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0.00
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0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00
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CTN2-COTTON NO.2 FUTR Jul22

/

00 36.29 72.58 10M.16 181.45 217.74 254.03 290.32
72
KCN2-COFFEE 'C' FUTURE Jul22
.00

54.26 108.53 162.79 217.05 271.31 325.58 379.84 434.10

/

/

72

KR4175560002-2022-06 E2{ M E

o~

.00

316.90 633.80 950.70 1,267.6 1,584.50 1,901.40 2,218.30 2,535.20




KWN2-KC HRW WHEAT FUT Jul22

0.00

0.00

0.00

0.00

/

0.00

0.00

.00 308.31

T T

616.63

924.94 1,233.25 1,541.56

T

1,849.88

T 1

2,158.19 2,466.50

/

0.00

/

0.00

0.00

0.00

72

SBN2-Sugar #11 (WORLD) Jul22

0.00

0.00

0.00

0.00

/

.00 4.92

9.84

14.76 19.68 24.60

T

29.52

T 1

34.44 39.36

0.00

/

0.00

/

0.00

0.00

72

SMN2-SOYBEAN MEAL FUTR Jul22

0.00

0.00

0.00

0.00

/

0.00

.00 106.05

T T

212.10

318.15 424.20 530.25

T

636.30

T 1

742.35 848.40

0.00

0.00

0.00

0.00



SN2-SOYBEAN FUTURE Jul22

0.00

/

0.00

/

0.00

/

—~ 0.00

/

o 0.00

ol 0.00 420.25 840.50 1,260.75 1,681.00 2,101.25 2,521.50 2,941.75 3,362.00
A 0.00

/

0.00

/

0.00

0.00

e

WN2-WHEAT FUTURE(CBT) Jul22

0.00

/

0.00

/

0.00

/

—~ 0.00

/

I 0.00

ol 0.00 287.06 574.13 861.19 1,148.25 1,435.31 1,722.38 2,009.44 2,296.50
H 0.00

0.00

0.00

0.00
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KR4101560008-2022-06 A A II|200X| =M E

0.00

0.00

0.00

0.00

0.00

86.20 172.40 258.60 344.80 431.00 517.20 603.40

689.60

0.00

0.00

0.00

0.00 -

717

KR4101590005-2022-09 A A I|200X| =M E

0.00

0.00

0.00

0.00

0.00

86.20 172.40 258.60 344.80 431.00 517.20 603.40

689.60

0.00

0.00

0.00

0.00 -
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2022-06 DA I200K|=ME

KR4101560008

7| Z=XpAe| HE
74 -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -55 -55 -55 -55 -55 -55 -55
-5.33% -37 -37 -37 -37 -37 -37 -37
-2.67% -18 -18 -18 -18 -18 -18 -18
0% 0 0 0 0 0 0 0
2.67% 18 18 18 18 18 18 18
5.33% 37 37 37 37 37 37 37
8.00% 55 55 55 55 55 55 55
KR4101S90005 2022-09 [ALR00K|+=ME 7

7| =Xk HE
74 -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -7 -7 -7 -7 -7 -7 -7
-5.33% -5 -5 -5 -5 -5 -5 -5
-2.67% -2 -2 -2 -2 -2 -2 -2
0% 0 0 0 0 0 0 0
2.67% 2 2 2 2 2 2 2
5.33% 5 5 5 5 5 5 5
8.00% 7 7 7 7 7 7 7
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712 2022-05-26

HHEER (FAEE-THY)
A a3

L=
KR4201563372-2022-06 £337.5
.00 84.38 168.75 253.13 337.50 421.88 506.25 590.63 675.00
74
KR4201563406-2022-06 =340
.00 85.00 170.00 255.00 340.00 425.00 510.00 595.00 680.00




0.00

KR4301563370-2022-06 %337.5

0.00

0.00

0.00

0.00

0.00

.00

84.38

168.75

253.13

337.50

421.88

506.25

590.63

0.00

0.00

0.00 -

675.00

3. AILIEZ| E £ FAZHFE 0 E=Y) (Thel: 4 ThE)
KR4201563372 2022-06 =337.5 2,838

7| RO HE
74 -25.00%| -16.67%|  -833% 0% 8.33% 16.67% 25.00%
-8.00% 1,362 1,332 1,296 1,256 1,211 1,163 1,112
-5.33% 1,207 1,148 1,086 1,022 956 889 820
-2.67% 846 768 690 612 533 455 376
0% 222 149 75 0 -76 -152 -229
2.67% -634 -684 -738 -796 -857 -920 -986
5.33% -1,639 -1,663 -1,694 -1,731 -1,772 -1,817 -1,866
8.00% -2,711 -2,720 -2,734 -2,753 -2,777 -2,805 -2,838
KR4201563406 2022-06 =340 766

7|Z=RpHO| HE
74 -25.00%| -16.67%|  -833% 0% 8.33% 16.67% 25.00%
-8.00% 335 328 320 310 299 287 274
-5.33% 302 287 272 255 238 221 202
-2.67% 219 198 176 155 134 112 91
0% 65 44 22 0 -22 -44 -66
2.67% -158 -174 -191 -208 -227 -246 -265
5.33% -428 -437 -447 -459 -472 -487 -502
8.00% -723 -727 -732 -738 -746 -756 -766
KR4301563370 2022-06 %3375 619

7|ZE=RpO| HE
7tA -25.00%| -16.67%|  -833% 0% 8.33% 16.67% 25.00%
-8.00% -597 -599 -601 -605 -609 -613 -619
-5.33% -313 -320 -329 -338 -347 -357 -368
-2.67% -87 -101 -115 -129 -143 -157 -171
0% 36 25 12 0 -13 -26 -39
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OESXM2-C3650-EURO STOXX 50

108.80

163.20 190.40 217.60

136.00

54.40 81.60

27.20

0.00

OESXM2-C3675-EURO STOXX 50

94.00

141.00 164.50 188.00

117.50

70.50

47.00

23.50

0.00
0.00
0.00

0.00




0.00 ‘

712

OESXM2-P3650-EURO STOXX 50

0.00

0.00

0.00

—~ 0.00

— 0.00

ol 0.00 19.45 38.90 58.35 77.80 97.25 116.70

0.00

155.60

0.00

0.00

0.00 -

0.00

7

OESXM2-P3675-EURO STOXX 50

0.00

0.00

—~ 0.00

— 0.00

.00 22.00 44.00 66.00 88.00 110.00 132.00

0.00

0.00

0.00

0.00 -

3. AlLI2| 2

EREE LRSIV
260105SQPX SG EURO Covered CALL STRATEGY
FXW213C2F<KRW/EUR 27-05-22E
FXW213C38:KRW/EUR 27-05-22E

FXW213C4L< KRW/EUR 24-06-22E

FXW213C5Q EUR/KRW 27-05-22E

FXW213C5Q KRW/EUR 26-08-22E
OESXM2-C3(EURO STOXX 50
OESXM2-C3tEURO STOXX 50
OESXM2-P3¢EURO STOXX 50

OESXM2-P3¢EURO STOXX 50

176.00
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SAY  2022-05-27
712 2022-05-26

2| C| ool K200(F A B 8- THIT ZHE E)

MR {ItEd  |ME 0 0 0 S
Al {71538 |8 0 0 NESTT
= gtsd  |ME 517 0 517 | KLY
A *t5H |24 338 4,613 4,274 FHLY

TE7[A| "l &l x

KR4101560008-2022-06 A A II|200X| =M E
0.00
0.00
0.00

— 0.00

=

ar

— 0.00 T T T 1 T T T 1

El' 0.00 86.20 172.40 258.60 344.80 431.00 517.20 603.40 689.60

<lIJ 0.00

0.00
0.00
0.00 -
7tA
KR4201563521-2022-06 2352.5
0.00
0.00
0.00

— 0.00

3]

% 0.00

BF 0.00 88.13 176.25 264.38 352.50 440.63 528.75 616.88 705.00

«J 0.00

0.00
0.00
0.00




0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

0.00

KR4201563554-2022-06 =355

.00 88.75 177.50 266.25 355N.75 532.50 621.25 710.00
74
KR4301563370-2022-06 3337.5
00 84.38 168.75 253.13 337.50 421.88 506.25 590.63 675.00
74

KR4301563404-2022-06 X340

~

.00

T T T T T T T 1

85.00 170.00 255.00 340.00 425.00 510.00 595.00 680.00
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ol
2022-06 DA I200K|=ME

KR4101560008

7| Z=Xtte] HEY
7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -41 -41 -41 -41 -41 -41 -41
-5.33% -28 -28 -28 -28 -28 -28 -28
-2.67% -14 -14 -14 -14 -14 -14 -14
0% 0 0 0 0 0 0 0
2.67% 14 14 14 14 14 14 14
5.33% 28 28 28 28 28 28 28
8.00% 41 41 41 41 41 41 41
KR4201563521 2022-06 2352.5 18

7| =Xl HEH
7t -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 5 5 5 4 4 4 4
-5.33% 4 4 4 4 4 3 3
-2.67% 4 3 3 3 2 2 1
0% 2 1 1 0 -1 -1 -2
2.67% -2 -3 -3 -4 -5 -5 -6
5.33% -8 -8 -9 -10 -10 -1 -12
8.00% -15 -16 -16 -17 -17 -18 -18
KR4201563554 2022-06 =355 206

Z el Bls
7t -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 47 46 46 45 43 41 39
-5.33% 45 44 42 39 36 33 29
-2.67% 39 35 31 26 21 15 10
0% 20 14 7 0 -7 -15 -22
2.67% -19 27 -35 -43 -52 -60 -68
5.33% -83 -91 -98 -106 -114 -122 -130
8.00% -169 -174 -180 -186 -192 -199 -206
KR4301563370 2022-06 3£337.5 14

7|E=XpAte| HEH
7t4 -25.00% -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 14 14 14 14 14 14 14
-5.33% 7 7 8 8 8 8 8
-2.67% 2 2 3 3 3 4 4
0% -1 -1 0 0 0 1 1
2.67% -2 -2 -2 -1 -1 -1 -1
5.33% -2 -2 -2 -2 -2 -2 -2
8.00% -2 -2 -2 -2 -2 2 -2
KR4301563404 2022-06 3340 5

7|Z=Rtel BiE g




7} -2500%| -1667%|  -8.33% 0% 8.33% 16.67% 25.00%
-8.00% 5 5 5 5 5 5 5
-5.33% 3 3 3 3 3 3 3
-2.67% 1 1 1 1 1 1 1

0% 0 0 0 0 0 0 0
2.67% -1 -1 -1 -1 -1 0 0
5.33% -1 -1 -1 -1 -1 -1 -1
8.00% -1 -1 -1 -1 -1 -1 -1
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H202 2E2E(H)(MAZ & -uHY)
1. A=A

il 5  |=d5H 0 0 0
Al E3} ME 0 0 0/ &2
A #7t5d  |=d5d 23,190 0 23,190
= =% M= 2,344 25,505 -23,161| &<

2. WI|MHEe &

19

F=

3.AUE|2E 2 =HS (F &L Y=Y)
FXW213C4M KRW/USD 27-06-22E
FXW213C4N USD/KRW 27-06-22E
FXW213C52: USD/KRW 27-06-22E
FXW213C5C- USD/KRW 27-06-22E
FXW213C5J4 USD/KRW 27-06-22E
IEOOBD8RGM75

Z| &M ASU(VaR : 99% A2 F=F 102 7| F)
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A OFEKRX3009!

BT
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KR4101560008-2022-06 A A LI|200X| $=ME
0.00
0.00
0.00
— 0.00
3]
;":_r, 0.00
?II; 0.00 86.20 172.40 258.60 344.80 431.00 517.20 603.40 689.60
0.00
0.00
0.00
0.00
74
A LE| Y &R ZHF(Z|C &AL ZH) (GE R L))
KR4101S60008 2022-06 DA L200K| =M= 90
|_7|c_x|-)\|-o| I:ﬁE)k-i
7t4 -25.00%| -16.67% -8.33% 0% 8.33% 16.67% 25.00%
-8.00% -90 -90 -90 -90 -90 -90 -90
-5.33% -60 -60 -60 -60 -60 -60 -60
-2.67% -30 -30 -30 -30 -30 -30 -30
0% 0 0 0 0 0 0 0
2.67% 30 30 30 30 30 30 30
5.33% 60 60 60 60 60 60 60
8.00% 90 90 90 90 90 90 90
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SAY  2022-05-27
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Mt e e B 0
AT 7t5dH &g 0 At Q|
Al & He 0 0 032
A F7t5dH  |[ME 740 0 740
A LIsdH |2 1,747 0 1,747 | & 2|
A &2t ME 0 987 -987 | & Q|
2. M7|A ™| &l X
VNCM2-VN30 Index Future Jun22
0.00
0.00
0.00
—~ 0.00
ol
;'ir_ 0.00
BF 0.00 324.83 649.65 974.48 1,299.30 1,624.13 1,948.95 2,273.78 2,598.60
4“ 0.00
0.00
0.00
0.00

3. MLIE| 28 £YFZHFE L0 EEH)

=

2.5504E+11 VN30TR Index(EUR)
FXW213C3G KRW/EUR 24-06-22E
FXW213C4L« KRW/EUR 22-07-22E
FXW213C5J4 KRW/EUR 26-08-22E
VNCM2 VN30 Index Future Jun22

APZ o] X|CH& A AZMU(VaR : 99% A2 FFE,10YL7|F)

o
$
1z
2
[0

273



e 2022-05-27
Q  2022-05-26

U7|AHe| &

A

19

=

210884220325-IHS Markit Global Carbon Index(TR)

0.00

0.00

0.00

0.00

0.00

0.28 0.55 0.83 1.10 1.38 1.65 1.93

2.20

0.00

0.00

0.00

0.00 -

71

210884220326-IHS Markit Global Carbon Index(TR)

0.00

0.00

0.00

0.00

0.00

0.28 0.55 0.83 1.10 1.38 1.65 1.93

2.20

0.00

0.00

0.00

0.00 -



210884220327-IHS Markit Global Carbon Index(TR)

0.00
0.00
0.00
— 0.00
&l
Er’ 0.00 T T T J T T T 1
ol 0.00 0.28 0.55 0.83 1.10 1.38 1.65 1.93 2.20
H 0.00
0.00
0.00
0.00 -
x|
3. AlLIZ|Q S 20| T RHS (A THE L0 4Z ) (EH2l: e Bk el)
2.1088E+11 IHS Markit Global Carbon Index(TR) 197
2.1088E+11 IHS Markit Global Carbon Index(TR) 3,441
2.1088E+11 IHS Markit Global Carbon Index(TR) 99
4. TPAMEQ| X|Cf&=Ho 43 M (VaR : 9% HEITFE, 10U 7|F) (EH2|:HHBHR)
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Mt e e B 0 0 0
Al E3} ME 0 0 0/ &2
A {7tsd  |M=E 14,067 0 14,067
A &2t ME 0 7,975 -7,975| % Q)
2. M7|A|-He| &l x
MOZ22-ECX EMISSION Dec22
0.00
0.00
0.00
— 0.00
&l
EI_ 0.00
BF 0.00 20.35 40.70 61.05 81.40 101.75 122.10 142.45 162.80
4“ 0.00
0.00
0.00
0.00

3. ALIE| 2 P THSE HE L0 E=H)
FXW213C5P< KRW/EUR 27-06-22E
MOZz22 ECX EMISSION Dec22

4, TPHAEO| ZCf&A 03U (VaR : 99%LE|FF,1027|F)
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