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X QA Z R A B (K H-THEH)
1. A%=d

/7t5dH  |[ME 0 0 0
=

w/ted |

1,842 356 1,486

2. WI|NHO| £2YPE

325.64

217.09

108.55

0.00

-108.55

-217.09

-325.64

-434.18

452.37

339.28

226.18

113.09

0.00

-113.09

-226.18

-339.28

-452.37

CLH2-WTI CRUDE FUTURE Mar22

36.71 55.07 73.42 91.78

.00 18.36 110.13 128.49 146.84
e
COH2-BRENT CRUDE FUTR Mar22
.00 19.16 38.32 57.48 76.64 95.80 114.96 134.12 153.28




HOH2-NY Harb ULSD Fut Mar22

85.81 /

57.21 /

28.60 /

0.00 T T T T T T |
0.00 0.58 1.15 1.73 2.30 2.88 3.45 4.03 4.60

(‘lJ -28.60 /

-57.21 /

-85.81

o|(h

-114.41
72

KR4175510007-2022-01 2 M &

267.01 \\
178.01

o~ 89.00
od

=|

L o000 : : : : ; ; ‘
(o{r 0.00 296.68 593.35 890.03 1,186.70 1,483.38 1,780.05 2,076.73 2,373.40
il

-89.00 \
-267.01 \

72

NGH22-NATURAL GAS FUTR Mar22

498.60 /
373.95 /
249.30 /
124.65
] /
I— 0.00 T T T T T T ,
.00 0.88 1.76 2.63 3.51 4.39 5.27 6.14 7.02
A e /
-249.30 /

-373.95

h)

ol
2]
o

-498.60



QSH2-Low Su Gasoil G Mar22

SEQ ZH£Ho S Y (VaR : 9% EIF+FE,10L7|E)

175.01
116.67
~ 5834
od
o o00 : : : ‘ : : : ‘
ol 0.00 164.06 328.13 492.19 656.25 820.31 984.38 1,148.44  1,312.50
M 534
-116.67
-175.01
-233.35
7t
XBH2-GASOLINE RBOB FUT Mar22
109.45
82.09
54.72
— 2736
&l
?—r' 0.00 T T T J T T T 1
ol 0.00 0.55 1.10 1.65 2.20 2.75 3.30 3.85 4.40
d 536
54.72
-82.09
-109.45 -
7t
3. AL2|oE £ R XHE @A N2 Y) (EHSI: 3t 2l)
CLH2 WTI CRUDE FUTURE Mar22 35
COH2 BRENT CRUDE FUTR Mar22 36
HOH?2 NY Harb ULSD Fut Mar22 9
KR4175S100 2022-01 &M= 28
NGH22 NATURAL GAS FUTR Mar22 40
QSH?2 Low Su Gasoil G Mar22 19
XBH2 GASOLINE RBOB FUT Mar22 9













